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n BHYTpeHHWIN [ONTOBON PbIHOK

» B natHMuy Ha BHYTpEHHEM pbIHKE aKTMBHOCTb YYaCTHUKOB CHU3WIacb Mo
CpaBHEHWUIO C MpeaplayllMMH  TOProBbIMKM  AHSMM, NpU  3TOM  BONbLIMHCTBO
NUKBUOHDIX BbIMYCKAX KaK B HErocygapCTBEHHOM CErMeHTe, TaK W B CEKTope
rocbymar npoAeMOHCTPHPOBA/IO POCT.

» B ouepegHoOM pa3 BHWMaHWe WHBECTOPOB 6blI0 MNPUBAEUEHO NEPBUUHBIM
PbIHKOM, A€ BbICOKas MJIOTHOCTb MPEASIOXKEHUS HOBbIX BbIMYCKOB 3acTaBufia
NeBI0TaHTOB NPeasioKMTb MHBECTOpaM AO0MoNHUTENbHY0 npemuto. C HebBosblLIoH
npemMuen K OPUEHTUPOBAHHOW OpraHU3aTopamu AOXOAHOCTH Pa3MeCTH/IMCb BbiMyCKH
1-oi cepun OO0 «bpazepc u Komnanusa» u 3A0 «®PakTopuHroBas KoMMaHWUS
«EBpokommepu». [oxogHocTb no obnurauusm aeblOTHOrO  Bbinycka 000
«Bbpasepc u KomnaHus» coctasuna 13,10% ropoebix, uto Ha 55 6.n. Bbiwe
nporHo3a opraHusaTtopos. [lpemus K oxugaemow poxomHocTv obnurauumi 1-ro
Bbinycka 3A0 «®DakTopuHroas komnavus «Espokommepu» cocrtasuna 48 6.n., B
uTore goxofHocTb yeennuunach go 11,83% roposbix.

» [lo HawuM oueHKaM 3a NPOLIEALIYIO HEAENo KanuTanu3auus KopnopaTUBHOIO
cektopa Bbipocna Ha 0,01%, m™ynuumnanbHoro — Ha 0,07%. CHuxkenue
KanuTanusauuu cektopa rocoymar coctrasuno 0,17%. Kanutanusaums 10 Haubonee
NUKBWIHbBIX  BbIMYCKOB  KOPNOPaTMBHOrO  cektopa Bbipocna Ha  0,25%,
MyHuumnanbHoro — Ha 0,54%, cektopa rocbymar — cHuaunacb Ha 0,02%.

» bBypHas aKkTMBHOCTb MEPBUYHOrO pPblHKA, NPOAO/KABLIAACA nocnegHue 2
Hele/NM, B MNPEOHOBOTOAHIO HeHdeNto 3aMeTHO cHuautca. B 1o ke Bpewms
KaneHaapb NepBUYHbIX PA3MELLEHUI BCE €Lle AOCTATOYHO HACbILLEH: B nocieaHue 5
TOProBbIX ,D,Hel\"i 3anaH1UpoBaHO 8 AaYKUMOHOB NO pa3MelleHUO HOBbIX BbINYCKOB
obavraumii Ha obuiyto cymmy 5,9 mapa. py6b.

» CerogHsi. BnusHue BHeWHUX [ONTOBbIX PbIHKOB Ha BHYTPEHHWH [OArOBOW
pbliHOK 6yneT MuHMManbHbiM. Hally 06ecnoKOeHHOCTb BbI3blBAET CHTyalMA Ha
LEHEXXHOM pblHKe, rAe OeHbrM OCTalTCA LOBOJIbHO Aoporumu. bawku ynnauusatot
aKuM3bl M Hasoru Ha [obbluy nonesHbix Mckonaembix. O6bem onepauui nNpaMoro
PEMNO kommepueckux 6aHkos ¢ LB ¢ yTtpa cocrasun 26,17 mapa. py6., uto
ABNAETCA KpalHEe BbICOKWM, YUMTbiBas OXKMJaeMoe paHee OTCYTCTBMe npobieMm ¢
pybneeoi nuksuaHocTblo. Ctasku «overnights» Ha MBK coctasnaior 7 — 7,5%
rofloBbiX, a Kypc pybnsi OTHOCHMTENbHO AoNnapa NOTEPAN OTHOCHTENBbHO MATHUUHbIX
ypoBHe# nopsaka 6 koneek. Bce 31O MOXeT NpPUBECTM K CHUXKEHWUIO KOTMPOBOK
obnvraumii cerogHs K Bedepy. [lo KoHUa Hemenu, Mbl KOEM, 4TO AedUUMT
NUKBUOHOCTU Mcue3HeT. B ueTBepr cocTouTCs MmocriefHss ynnara HajoroB B 3TOM
roay. BaHku nepeuncnat B GlogxKeT cpefcTBa NO Hanory Ha nNpubbib.

» CnabocTb Ha [EHEXKHOM PbIHKE CTaHeT B MNPOTHMBOBEC YXENaHWIO WHBECTOPOB
ocTtatbcss B OyMarax Ha [JMHHbIX BbIXOAHbIX. Ha 3TOM Hemene Mbl xaem
aKTUBM3aUMKM crnpoca B obnurauusx «blue chips». Ha waw B3rnap, Hauwbonee
UHTepecHble (PUWIKK B nepBoM 3uwenoHe 310 MocaHepro-02, uapoOlK wu
lasnpombaHk-01.

©

BaHk MockBblI

ExenHeBHbIN 0630p AONTOBbLIX PbIHKOB 1/21



JonroBble PbIHKK

HoBocTn u KoMMeHTapum 25 nekabpsa 2006 r.

130
120
110
100
90
80
70
60
50
40
30
20
10
0

Cnpag pybnesbix obnuraumin k espoobnurauusm, 6.m.

main-06 wmoH-06 mion-06 aer-06 ceH-06 okT-06 HOA-06 aex-06

270

255

240

225

210

195

180

165

150

Mait.06 uioH.06 non.06 asr.06
Cnpag YPCU 06 k O®3 27026

KopnopaTueHbIit cermeHT

Cnpaa O®3 46018 k Poccua-30

Cnpoan Ma3npom A4 k Maanpom 13-1

Cnpagpl pybnesbix KoprnopaTUBHbIX 06nuraLuii

MO3CK-01
rmapoOrkK-1
rMB-UnTk-1
Poccenxb 2
Bantumop03
OrK-5 06-1
P>XX[-0606n
MOWA 01
CunbTnk-506

Mwupakc 02

Poct, %
2.33
1.80
1.46
1.10
0.70

ceH.06 okT.06

Jugepbl 06opoToB
Bupxa + PTC, mnH. py6.

550.81
484.80
475.25
469.89
429.32
423.77
382.76
329.81
311.10
296.91

Hos.06  pek.06

Cnpap Mstepouka 02 k O3 25059

N3m-e, %

0.02
0.10
0.00
0.08
0.25
-0.05
0.30
0.30
-0.04
0.06

Nupepsl pocta/napeHus

MapTa®uH 3
Crprfins 01
OCT-206
BEBK-01 06
AMKK 506
MKX-02
Baronmau 1
Oukcndux-1
CuHeprus-1

Kenp-02

© BaHk MockBbl

> €D D> €D D> D> >

Mapenve, %

-0.99
-0.80
-0.70
-0.65
-0.53

M KpeautHble peimuHy

» [naBHble Tembl nocnegHux gHerd 2006 roma — JnaBMHa pasMelleHUM Ha
BHYTPEHHEM pblHKE W TMOBbILEHWE PEWUTUHIOB KOPMOPATUBHbIX 3MWUTEHTOB. B
natHuyy S&P noebicuno pentnHr OAO «PXO» po «BBB+» u noctaBuno Ha
nepecmotp pentuHrn OAO «MocaHepro», uTO Ha Haw B3rAsg, SABASETCH
NO3UTHUBHLIM (DAaKTOPOM AN KOTUPOBOK OB/Mrauuit aMUTEHTA.

» PXIO. B natHuuy peituHroeoe areHtctBo Standard & Poor’s nosbicuio
KpeauTHbid penTuHr OAO «Poccuiickne Xenesuble [Joporu» ¢ «BBB-» po
«BBB+». MMporHos no peutuHry — crabunbHbii. OOHOBPEMEHHO PEWTHHr 6bin
BoiBegeH M3 cnucka CreditWatch ¢ mMo3WTHBHbIM MPOrHO30M, B KOTOPbIM OH Obln
nomeuteH 15 Hoabps 2006 roga. MporHo3 M3MeHeHHs penTUHra — cTabUAbHBbIN.
Kak oTMeuyaeT areHTCTBO, OCHOBHbIM (PaKTOPOM, MOB/IUSABLLUMM Ha MPUHATHE JAHHOIO
pelleHusi, sIBUNAacb BO3POCLIAs BEPOATHOCTb MOAAEPXKKW KOMMAHWM B Cclydae
KPWU3WUCHOW CUTyauuW LSl CBOEBPEMEHHOMO MCMOJIHEHWUS OOrOBbIX 00A3aTeNbCTB CO
CTOpOHbl rocynapcTea. [loBbilleHWe peWTWHra nocnefoBaso Moc/ie nepecMoTpa
B/IUSIHUA MPABUTENIbCTBA HA KPEAWTOCMNOCOOHOCTb KOMMAHWM C TOCYAAPCTBEHHBIM
yyactuem.

» MocsHepro. Standard & Poor's Takke nomectuno pentuHrn  OAO
«MocaHepro» B cnucok CreditWatch ¢ nosutusHbiM nporHo3om. [losogom ans
3TOr0 MOCNYXKWUIO OfobpeHUe akuMOHepaMu KOMMaHWKW [OM3MUCCHM  aKUWi no
3aKkpbiTol nognvicke B nonbdy [asnpoma. [onamuccus nossonut MocaHepro
npueneub okono $2,1 mnph., a BblKyn BCEro AOMOJHWTENbHOIO BbiMyCKa LOJIKEH
yBesMunTb gonto [asnpoma fo KoHTposibHoro naketa. Ceruac MocaHepro npuceoeH
LONrOCPOUHbIA KpeauTHbIW penTuHr oT S&P Ha yposHe «B». PeiTtuHr Maznpoma —
«BBB». Kak oTmeuaeT areHTcTBO, «peiTUHr ByaeT ebiseseH U3 cnucka CreditWatch
nocne Toro, Kak npouegypa pasMelleHusl LOMOJNHUTENbHOW 3MUCCHM akuui Bygpet
3aBeplleHa W CTaHYT $CHbl BO3MOXHble W3MEHEHWUsI B CTpaTerMv KOMMaHuW B
pe3y/ibTaTe CMEHbl KOHTPOJIMPYIOLLEro COOCTBEHHUKA, @ TaK)Ke BO3MOXKHbIM YPOBEHb
noopepXkn lasnpomom  MocaHepro Kak [ouyepHerd  KOMMaHWW  Fpynnbi».
MNpensapuTtensHo npoeeaeHUe AON3MUCCUM 3aniaHWpoBaHo Ha mapT 2007 roga.

» C HaweW Touku 3peHus, Bbinycku Mocanepro (Mocanepro-01 v Mocanepro-02
no 5 Mnpg. pyb. Kaxabii) SBAAIOTCA NPUB/IEKATENbHbIMU /18 NOKYNKU. Mocawepro-
01 c ocepToi ucnonHeHueMm B ceHTsbpe 2009 ropa B HacTosllee BpeMa Topryertca
¢ poxogHocTblo 7,68% romoebix, MocaHepro-02 ¢ odepToit McnonHeHWem B
cdespane 2012 ropa — 7,6% roposbix.

» JleHCneuCMY. ArentctBo Standard & Poor’s npucBouno [oArocpoyHbid M
KPaTKOCPOUHbIA KpeauTHble perTuHru Ha ypoBHe «B» 3A0 CCMO JlenCneuCMY,
POCCUNCKOW  CTPOMUTENbHO-MOHTaXKHOM  KoMmnaHuu, 6Hasupyoweica B CaHkr-
Metepbypre. MNporHo3 uameHeHUst PEUTUHIOB - CTABUIbHbIN.

» HwkHuii Hoeropop. Tawke Standard & Poor's obbsiBuno o npuceoeHuu
LONIFOCPOYHOTO KPEAWUTHOIrO PerTUHra Ha ypoBHe «BB-» no mexxgyHapogHow wwkane
HwxHemy Hoeropogy. MporHo3 uameHeHUst peHTUHIOB - CTabubHbIN.
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n BHelLHWe [ONroBble PbIHKM

» Us-treasuries. B natHULy KOTMpOBKKM KasHauelCKUX OBAMrauuit CHUXKaIMCb Mo
Mepe TOro, Kak MHBECTOPbl PeLMIU 3aduKcMpoBaTb NPUbbINb Ha AOCTHUTHYTbIX
YPOBHAX Mepef AJMHHBIMA POXAECTBEHCKMMMK BbIXogHbIMKM. OpHaKo CHWXKeHWe
npekpaTunocb nocne nybaukauuu mHaekca notpedbutennckux pacxonos (PCE Core)
CWLA 3a Hosbpb 2006 ropma. J[aHHble oKasanucb OGnaronpuatHee, ueMm
npeAckasbiBanM 3KOHOMWUCTbl. Bmecto nporHoaupyembix 0,2% pocta, ypoBeHb
noTpebUTeNbCKUX pacxofoB B HOsOpe ocTancs 6e3 uaMeHeHus. HanomuuMm, uto B
okTsabpe aTtoT nokasatenb coctasun +0,2%. Mo utoram 12-TM Mecaues WHOEKC
notpebutennckux pacxogos (PCE Core) CLUA cocrasun 2,2%.

» [lo ueHam 3aKpbITUA MATHWULBI KPUBas OOXOAHOCTEW Us-treasuries BbIrNALWT
cnepyouMMm  obpasom. [oxogHocT 2-neTHux obnauraumit coctasnsot 4,73%
roposbix (-1 6.n. no utoram npolweawen Hepenu), 5-nethux — 4,59% (+2 6.n.).
LoxogHoctn 10-neTHux us-treasuries 3a Hemento Bbipocau Ha 3 6.n. no 4,63%
roposbix, 30-netHux — Ha 5 6.n. po 4,76%.

» CerogHa amepuKaHCKMe pPbIHKM 3aKpbiTbl B CBA3W C  POXAECTBEHCKMMM
npasgHukamu. MNpogomkeHre Hedenn Takxke Bpag v Byaer akTueHbiM. B cpeay u
ueTteBepr ByayT onybanKoBaHbl AaHHble No cTpouTenbHoMy pbiHky CLLIA.

M Emerging markets

» Emerging markets. Unpekc EMBI+ B nathuuy cHusunca Ha 0,23%, cnpag,
uHpgekca He uamenunca — 173 6.n. Unpekc espoobnuraumin EMBI+ Poccusi Bbipoc
Ha 0,16%, a ero cnpag cyauncsa Ha 4 6.n. go 95 6.n. Espoobnuraumu «Poccus-30»
Ha TeKyL Wi MOMEHT Toprytotcs Ha ypoeHe 113,5/13,875 npoueHToB oT HoMUHana
co cnpagom k UST-10 & 98 6.n.

» Jkeagop. B ouepepHoM pa3 svMaepoM nNafeHusi Ha pbliHKE pa3BUBAOLLUXCA
CcTpaH cTan JKkeBagop. B naTHULY MMHUCTP 3KOHOMWKM IOXXHOAMEPHUKAHCKOMW CTpaHbl
Pukkappo [MMatMHo ckasan, uTo HedaBHO W3bOpaHHbIM npesuaeHT JkeBagopa —
Pachasanb Koppaa xoueT 3aBepluTb nporpamMmmy pecTpykTypusauuu gonra B 2007
rosly, U, BO3MOXHO, OymeT A0OMBaTbCA COrnalleHWs C KPeauTopamMu O ChMCaHWM
YyacTU JoJira CTpaHbl, KaK OQHOrO W3 Laroe faHHoOW nporpamMmbl. Ha atoM HoBoCTH
unpekc EMBI+ 3ksagop ynan Ha 12,44%. Cnpan vHaekca paciuupuncs Ha 177 6.n.
u coctasun 852 6.n.
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274 e pyona 336 .' KANEHOAPbL COBbITUM HA JONTOBOM PbIHKE

CErogH#A BbixoaHoit aeHb B CLLUA (Poxaectso)

27.2
339 CEMoOHA Ynnata akuu3os, Hanora Ha Ao6bl4y NOMe3HbIX UCKoNaeMbIx
27.0 28.12.06 Ynnata Hanora Ha npuGbinb
242 18.01.07 OuepepHoe 3acenaue baxka AnoHuM. PaccMoTpeHme Bonpoca 06 3MEHeHUM yYeTHOM CTaBku
26.8 ’ 30.01.07 v
T OyepepaHoe 3acegaHue komuccun FOMC. PaccmoTpeHue Bonpoca 06 3MEHEeH!M y4eTHOM CTaBkv
26.6 45 =
26.4
34.8
22 M KANEHOAPL MEPBMYHOMO PhIHKA
26.0 35.1 [Jata OMuUTEHT, cepust Bbimycka O6bem, MIH. Cpox YTP/YTM (nporos Pasbpoc
. obpalLeHust 0OpraHu3aTopos)
main.06 nioH.06 uon.06 aer.06 ceH.06 okT.06 HosA.06 aek.06
pybne/nonnap pybnb/espo (wwkana cnpasa) CEFOD,HH 3KC|-|OEAHK, 1 1000 3 ro,qa/ rog ct. 10.75 -
26.12.06 MS3IMC "KAPAT", 2 500 3 ropal rop 12.35 0.30
[AHaMIKE BaTIOTHLIX PHIHKOB 26.12.06 KoHuepH KAPO, 1 700 3roga/t,5ropa cT. 12,25-12,75 % 0.00
121 124 26.12.06 Tomckas 06nacts, 1000 5 net - 0.50
120 27.12.06 3onoto Cenvraapa, 2 500 0 - -
e 126 27.12.06 CTOYH-GUHAHC, 1 700 3 rogal ron 14.13 0.25
118 27.12.06 PUpynn, 1 1200 3rogal 1,5 12.25 0.50
17
1.28
116
15
1.30
M CTATUCTVKA CLIA
13
2 132 [lara Mokasatens Mocn. Oxupaemoe  [pownoe  dakTnyeckoe
nepuoa 3HaYeHMe  3HaueHne 3HaueHme
1:; 134 12.12.06 ToproBblit 6anaHc (canbgo, Mnpa. Aonn. ) 0okT.06 -63.00 -64.30 -58.90
1 R
100 12.12.06 Canbpo eaepanbHoro GlomxeTa, MIpA. Jon. Hos.06 -73.00 -83.10 -75.60
Maii-08 WioH-06 Mon-06 aBr-06 CeH-06 oKT-08 HoA-06 Aex-06 13.12.06 Retail sales, ucknioyas asromo6um, m-t-m Hos1.06 0.50% -0.40% 1.10%
JPY/USD USD/EUR ( ) i
wkana cnpasa 15.12.06 Cuert apkeHus kanutana (Capital Net Flow), mnpa. okr.06 7020 8230
aonn.
Hedo 15.12.06 WHnsyns, 6€3 yyeTa LieH Ha SHEProHOCUTENM 1 105,06 0.20% 0.10% 0.00%
79.0 npoposonscTaue (core CPI)
770 15.12.06 VIHAEKC NPOMBILLIIEHHOTO NPOMU3BOACTCTBA Hos.06 0.00% 0.20% 0.20%
75.0
73.0 18.42.06 ﬂeclpllnum cyeTa TekyLyx onepauuit (Current-account 3. 05 295,00 21710 295 60
1.0 deficit), mnpa. gonn.
69.0 -
19.12.06 Whdbnayms - Core PPl (oumiLigHHas OT BINSHUS LigH Ha 105,06 0.20% -0.90% 1.30%
67.0 NPOAOBOMLCTBIE W SHEPreTHKY)
650 21.12.06 OuHanbHas oleHka BBI (GDP-final) 3 k8.06 2.20% 2.20% 2.00%
63.0
61.0 21.12.06 Mpubbinu kopnopauuii (revised) 3 k.06 0.30% 4.20%
59.0 22.12.06 WHpeke notpebutensckux pacxonos (PCE core) Hos1.06 0.20% 0.20% 0.00%
57.0 CErogH4
55.0 27.12.06 CraTucTika Npoaax HoBbIX JOMOB ThiIC. €4, H05.06 1004
53.0 .
10 28.42.06 I/Ian(lach nmpzﬁmenbcmw yBepeHHocTi (Consumer 1ek.06 102.90
man-06 uoH-06 wnon-06 aer-06 ceH-06 okT-06 Hos-06 aek-06 confidence in ex)
Brent Urals .
05.01.07 CratncTuka pbiHka TpyAa - Yncno HoBbix pabounx mect 1ek.06 132 000
(Non-farm payrolls)
3 -
135 onoTo 05.01.07 CratucTika pblHka TpyAa - YpoBeHb Ge3pabotuLybl £1eK.06 4.50%
(Unemployment)
715
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675
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JonroBbie pbIHKK

© BaHk MockBbl

KaneHgapb cobbiTum

KaneHgapb nnaTtexen no obnuraunam

25 nekabpsa 2006 r.
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KpuBblie goxonHocTewn

25 pekabpsa 2006 r.
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KpuBblie goxonHocTewn
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KpuBblie goxonHocTewn
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25 pekabpsa 2006 r.
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KpuBblie goxonHocTewn
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25 pekabpsa 2006 r.
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Pyb6neBble obnurayuu 7 7 25 nekabpsa 2006 r.

OMUTEHTDI OBBbEMbI MOrALUEHME/ BbIKYN LEHA W3MEHEHMUE,% OOXOOHOCTb,% [OIPALUA
M?_I(:Oz% M?'libs;g KynoH,%  TloraweHve Odpepra MH;M::T' Mokynka [Mpopaxa AeHb Hepens mecsy HKO Tekywas Knoraw. Kodepre [wop. net. Moga. giop

Utorun TOpProB rocyfapCTtBeéHHbIMU o6nuraumammn

OBP 02 7.4 - - 23.06.2009 15.03.2007 98.90 98.73 98.90 0.14 0.07 0.18 - - 0.44 492 0.23 0.22
OBP 03 209.5 - - 22.09.2009 15.06.2007 97.63 97.51 97.74 0.03 -2.36 0.48 - - 0.87 510 0.48 0.46
0®3 25057 302.9 40817 7.40 20.01.2010 - 103.60 103.60 103.70 -0.14 -0.05 -0.40 1156 7.14 6.25 - 2.76 2.60
O®3 25058 16.3 40655 6.30 30.04.2008 - 100.51 100.51 100.55 -0.09 -0.22 -0.20 8.63 6.27 6.04 - 1.30 1.23
0?3 25059 16.1 41000 6.10 19.01.2011 - 99.79 99.78 99.85 -0.06 -0.13 -0.22 9.53 6.11 6.30 - 3.61 3.40
0®3 25060 199.0 40733 5.80 29.04.2009 - 99.52 99.50 99.80 0.02 0.17 -0.01 7.95 583 6.16 - 2.20 2.07
0?3 26198 43 42117 6.00 02.11.2012 - 97.80 97.55 97.80 0.09 0.00 024 7.73 6.13 6.46 - 507 477
O®3 27019 0.0 8800 10.00 18.07.2007 - 102.68 0.00 102.68 0.00 0.00 025 4247 9.74 525 - 0.55 0.52
0®3 27020 0.0 8800 10.00 08.08.2007 - 10412 0.00 0.00 0.00 0.00 000 36.71 9.60 3.36 - 0.61 0.59
0w®3 27025 0.0 25806 6.00 13.06.2007 - 100.14 100.10 100.17 0.00 -0.15 -0.23 1.32 599 5.83 - 0.47 0.45
O®3 27026 0.0 16000 7.00 11.03.2009 - 101.15 100.70 101.62 0.00 -0.25 -0.30 1.53 6.92 6.15 - 2.08 1.96
O®3 46001 4.7 60000 10.00 10.09.2008 - 103.80 103.70 103.88 -0.08 -0.06 -0.24 219 963 6.06 - 0.94 0.88
0®3 46002 98.8 62000 9.00 08.08.2012 - 109.72 109.70 109.75 -0.12 -0.27 -0.82 31.32 8.20 6.33 - 4.00 3.76
O®3 46003 68.4 37298 10.00 14.07.2010 - 110.61 110.57 110.66 -0.12 -0.27 -0.85 4247 9.04 6.23 - 2.63 2.48
O®3 46005 0.0 27477 0.00 09.01.2019 - 46.51 46.22 46.80 000 -1.22 037 0.00 0.00 7.01 11.29 10.55
0®3 46014 31.5 58290 9.00 29.08.2018 - 109.25 109.22 109.25 -0.05 -0.23 -0.27 24.41 8.24 6.45 - 5.37 5.05
O®3 46017 201.0 80000 8.50 03.08.2016 - 106.35 106.30 106.35 -0.08 -0.09 -0.08 8.38 7.99 6.52 - 6.64 6.23
0?3 46018 57.3 62878 9.00 24.11.2021 - 111,75 111.75 111.81 -0.13 0.07 002 1.97 8.05 6.54 - 8.70 8.16
O®3 46020 440.9 30000 6.90 06.02.2036 - 102.80 102.72 102.85 -0.10 -0.08 -0.13 24.01 6.71 6.79 - 1271 11.90
Bcezo 1159.9 589793

WcTounnkn: REUTERS, pacyetbl BaHka MockBbl
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Pyb6neBble obnurayuu 25 nekabpsa 2006 r.

OMUTEHTDI OBbEMbDI NMOrALUEHUE/ BbIKYT LUEHA W3MEHEHUE,% [OOXOAHOCTb,% [OIPALIUA
fﬂioi% MonibgyS KynoH,%  MoraweHune Odepra MT:::T' Mokynka Mpopaxa AEHb Hepens Mecsily HKO Tekywas Krnoraw. Kodepte [iop. net. Mog. aop

Utorn TOpProe MyHuuunarnbHbIMU obnurauuamm

Bonrorpag, 01 0.00 400 9.70 17.07.2008 - 102.77 0.00 102.85 0.00 0.00 0.05 16.74 944 7.72 - 146 135
Ka3aHb, 02 2516 1000 10.00 11.04.2007 - 100.60 100.50 100.70 0.09 0.00 -0.30 19.18 9.94 823 - 030 0.28
KpacHosipck, 05 0.14 1000 8.50 18.10.2008 - 100.95 100.95 101.40 -0.35 -0.95 -351 1490 842 7.53 - 1.71 1.59
Hosocnbupck, 03 0.00 1000 13.00 14.07.2009 - 111.46 110.85 112.07 0.00 -0.71 211 58.05 1166 7.36 - 217  2.02
Tomck, 01 0.00 300 12.00 22.11.2007 - 102.02 0.00 10448 0.00 049 -111 368 11.76 1003 - 0.88 0.80
Ydpa, 04 0.00 500 10.03 03.06.2008 - 103.33 103.26 103.40 0.00 -0.07 -0.38 440 970 7.70 - 1.38  1.28
WTtorn ToproB cy6denepanbHbIMM o6nurauusamm

BalkopToctaH, 04 0.00 500 8.02 13.09.2007 - 100.70  0.00 000 0.00 0.13 -020 2153 7.96 7.12 - 071 0.66
Benropoackas o6n., 04 0.62 320 14.00 29.04.2008 - 106.25 0.00 10725 -0.51 -413 1.36 20.33 13.18 8.82 - 126  1.16
Benropoackas 06n, 31001 6.04 2000 8.38 10.11.2010 - 101.50 101.35 101.50 -0.44 000 0.96 827 826 8.17 - 334  3.09
Bonrorpapackas 0611, 01 1.95 600 11.99 11.06.2009 - 104.20 103.90 104.20 -0.13 0.10 230 1151 8.20 - 142 1.32
Bonrorpaackas o6n. 35001 = 0.84 700 12.00 17.06.2010 - 10540 10525 10541 0.19 -0.35 -047 59.84 1139 8.15 - 173 1.60
Boporexckas 0611. 01 0.53 600 13.00 15.12.2007 - 105.10 105.00 105.40 0.00 -4.08 -0.75 285 1237 7.78 - 094 0.87
Boponexckas 0611. 02 0.00 500 13.00 18.06.2009 - 11112 000 11149 0.00 000 1.36 178 1170 7.39 - 223  2.08
Wpkytckas obn., 01 1.88 700 10.50 22.07.2007 - 101.05 101.00 101.29 -0.20 -0.15 -0.77 1551 10.39 8.33 - 056 0.52
MpkyTckas o6n. 31001 480 1500 9.50 17.12.2009 - 101.81 101.45 101.81 0.35 020 -029 20.84 9.33 7.97 - 138 1.28
MpkyTckas o6n, 31002 7.99 900  8.00 23.10.2008 - 99.85 99.66 99.87 -0.10 -0.13 -0.05 999 801 8.13 - 1.04 097
Kanyxckas o6n., 01 0.00 300 10.00 24.12.2007 - 0.00 0.00 0.00 042 49.32

Kapenusi, 34009 0.00 2000 8.40 02.06.2010 - 100.55 100.02 101.08 -99.00 040 0.15 345 835 7.97 - 275 254
Kuposckas 061, 01 0.00 400  8.39 22.12.2008 - 10040 0.00 0.00 000 -0.16 0.10 2069 8.36 8.21 - 095 0.88
Komn, 05 0.00 500 14.00 24.12.2007 - 106.00 0.00 0.00 0.00 -0.09 -093 3375 1321 6.97 - 093 0.87
Komn, 06 0.00 700 13.50 14.10.2010 - 116.00 11590 116.10 0.00 -0.09 -1.06 2515 1164 7.26 - 313 292
Komu, 07 0.00 1000 10.00 22.11.2013 - 105.02 0.00 109.33 0.00 000 0.32 767 952 817 - 495 457
Komu, 08 0.00 1000 9.00 03.12.2015 - 98.92 0.00 10200 0.00 375 055 2638 9.10 7.73 - 6.05 5.61
Koctpomckas o6n., 04 0.21 800 12.00 11.03.2008 - 104.50 104.10 105.00 0.38 -0.59 0.50 296 11.48 7.51 - 1.16  1.08
KpacHosipckui kp, 34003 1.04 3000 7.00 01.10.2008 - 99.45 99.33 9945 -0.05 0.00 -0.08 1496 7.04 7.20 - 122 114
KpacHogapckwit kpaii, 01 0.00 1000 10.00 15.05.2007 - 101.10 101.00 10120 0.00 -0.11 0.08 10.14 9.89 7.08 - 040 0.37
JlennHrpapackas o6n., 02 28.26 800 14.01 08.12.2010 - 12250 121.90 124.37 0.00 154 133 269 1144 750 - 325 3.03
Jlenunrpapckas o6n. 03 0.00 1300 12.50 05.12.2014 - 129.13 12825 130.00 0.00 268 -7.02 205 9.68 7.42 - 562 5.23
Mockosckas 061., 03 2710 1000 11.00 19.08.2007 - 102.99 102.87 102.99 -0.72 -0.69 -0.38 37.07 10.68 6.38 - 0.63  0.60
Mockosckas o6n., 05 124.38 12000 10.00 30.03.2010 - 107.45 107.45 107.62 -0.37 007 -0.37 1623 9.31 6.69 - 218  2.04
Mockosckast 061., 04 111.92 9600 11.00 21.04.2009 - 109.50 109.50 110.10 -0.36 0.18 -0.50 17.48 10.05 6.74 - 207 1.94
Mockosckas o6n., 25006 33.90 12000 9.00 19.04.2011 - 107.75 107.65 107.75 0.12 -0.14 -0.18 1430 8.35 7.01 - 366 342
Hwxeropoackas o6n. 02 3.63 2500 10.24 02.11.2008 - 103.25 103.25 103.40 -0.28 -0.24 -024 1375 9.92 7.17 - 1.11 1.04
Hosocubupckas o6n. 02 0.79 2000 13.30 29.11.2007 - 102.12 105.00 105.30 3.33 -0.21 0.00 7.65 13.02 1135 - 0.89 0.80
Camapckas o6n., 02 0.00 2000 6.82 09.09.2010 - 98.82 000 99.08 000 0.13 -0.12 131 690 7.38 - 331  3.08
Camapckas o6n., 03 504 4500 7.60 11.08.2011 - 101.20 100.90 101.20 -99.00 0.07 -0.08 7.29 7.51 7.49 - 393 3.66
Teepckasi 0611., 03 0.00 800  7.95 30.11.2008 - 100.26 100.10 100.42 0.00 0.00 -049 436 7.93 803 - 1.81 1.68
Tomckas o6n., 03 0.00 600 10.00 13.10.2007 - 102.25 102.15 102.35 0.00 1.19 -0.17 1890 9.78 7.20 - 079 073
Tomckas o6n, 34026 2487 900 8.00 09.11.2009 - 99.49 99.25 9950 -0.01 0.25 -0.34 921 804 757 - 220 2.04
Tynbckasi 06n., 31001 0.00 1500 8.50 28.06.2009 - 102.65 0.00 0.00 -99.00 -0.05 0.37 19.33 828 7.54 - 226 210
Yamyprckas pecr, 01 0.00 1000 8.20 27.12.2008 - 10021 0.00 0.00 000 026 -0.01 3976 818 8.25 - 183  1.69
Xabaposckui kpait, 06 3.03 1000 8.00 24.11.2009 - 100.85 100.55 100.94 0.17 -0.05 -023 592 793 7.31 - 188 175
XMAO, 02 0.00 5000 12.00 27.05.2008 - 104.90 103.35 107.77 0.00 0.00 0.36 822 1144 846 - 135 1.25
Yysaiums, 03 0.00 500 9.50 13.04.2007 - 100.49 100.37 100.60 0.00 025 0.05 1848 945 8.12 - 030 0.28
Yysaiwmsi, 04 4.10 750 12.33 27.03.2009 - 110.15 110.00 0.00 0.05 -0.05 -1.19 29.05 11.19 7.51 - 2.01 1.87
Yysaiuwms, 05 0.55 1000 7.85 05.06.2011 - 101.74 101.35 101.74 -99.00 -0.29 0.24 323 772 752 - 384 357
Akytns, 03 0.00 800 12.00 17.06.2008 - 106.50 105.22 106.50 -0.22 0.00 0.56 0.66 11.27 7.56 - 139  1.29
Akytns, 05 0.00 2000 8.00 21.04.2007 - 100.55 100.10 101.00 0.00 -0.10 -0.13 13.81 7.96 6.45 - 033 0.31
Akytus, 06 0.00 2000 10.00 13.05.2010 - 106.95 106.70 107.20 0.00 -0.20 -0.75 9.59 9.35 7.42 - 246 229
Axkytust, 35001 468 2500 7.95 11.04.2013 - 101.71 101.70 102.00 -0.05 -0.20 1.04 1372 7.82 7.77 - 432  4.01
AHAO, 01 9.47 1800 10.00 03.08.2008 - 104.83 10455 0.00 0.03 -0.25 -047 37.81 954 6.90 - 149  1.39
Apocnasckas o6n., 02 0.52 1000 12.78 03.07.2007 - 103.04 102.93 104.03 0.09 039 -0.72 27.66 1240 7.08 - 051 048
Apocnasckas o6n., 04 0.00 1000 10.50 26.05.2009 - 106.93 100.00 0.00 0.00 -0.26 011 7.77 9.82 7.17 - 221  2.06
fApocnasckas o6n., 05 0.00 500 8.25 30.12.2008 - 9960 0.00 0.00 0.00 -0.20 024 3955 828 8.01 - 184  1.71
Mocksa 42 0.00 3000 10.00 13.08.2007 - 105.20 100.00 0.00 0.00 0.00 0.00 1041 951 187 - 0.63  0.61
Mocksa 31 0.00 5000 10.00 20.05.2007 - 101.80 101.60 101.99 0.00 1.04 -054 849 9.82 566 - 041 0.38
Mocksa 40 31.98 4000 10.00 26.10.2007 - 103.30 103.20 103.30 -0.38 -0.05 -0.13 24.66 9.68 5.61 - 072 0.68
Mocksa 43 0.00 5000 10.00 17.05.2008 - 107.00 100.00 0.00 0.00 0.00 -023 932 935 490 - 132 1.26
Mocksa 29 210 5000 10.00 05.06.2008 - 105.38 105.04 106.88 -0.30 3.55 -244 438 949 6.18 - 139  1.31
Mocksa 36 49.62 4000 10.00 16.12.2008 - 108.50 107.40 0.00 0.38 000 -032 137 922 551 - 186  1.76
Mocksa 47 0.00 5000 10.00 28.04.2009 - 107.40 106.85 107.95 0.00 -0.83 -0.54 1479 9.31 6.13 - 2.1 1.99
Mockga 41 0.00 5000 10.00 30.07.2010 - 108.03 107.85 10820 0.00 0.19 -055 3945 926 6.52 - 305 2.86
Mocksa 38 0.00 5000 10.00 26.12.2010 - 11230 000 0.00 0.00 -0.28 -0.51 4877 890 6.58 - 330 3.10
Mocksa 39 4826 5000 10.00 21.07.2014 - 110.04 110.00 110.04 -0.01 -0.05 -0.42 4192 9.09 6.69 - 556 5.21
Mocksa 44 0.00 20000 10.00 24.06.2015 - 109.75 000 0.00 0.00 -0.14 -024 4932 911 6.74 - 6.01 5.63
Bcero 144870

Mctounnkn: REUTERS, pacuyeTtbl BaHka Mocksbl
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Pyb6neBble obnurayuu

OMUTEHTbI

HedbTb 1 ras
FA3IMPOM A3
FA3MNPOM A4
FA3MNPOM A5
FA3MNPOM A6
Tykovin 02
HIK UTEPA
Mocob6bnras, 01
PyccHedTb, 01
YamypTHIT, 01

OneKTpo3IHepreTMka
BawuknpaHnepro, 02
BawkupaHepro, 03
M'vopoOrK, 01
IeHaHepro, 01
MarHe3uT, 01
MocaHepro, 02

PKC, 01
CepanosaHepro, 01
TaTtaHepro, 01

®CK E3C 03

®CK EJC, 01

®CK E3C, 02

CBs3b
Bonratenekom 03
BonraTtenekom 02
Hanbceasb, 02
Lanbceasb, 03
MITC, 04

MITC, 05

MeradoH

MeradoH, 03
PTK-NN3WHT, 04
CubuvpbTenekom, 04
CubupbTenekom, 05
CwubupbTenekom, 06
CwubupbTenekom, 07
C3 Tenekom, 02

C3 Tenekom, 03
CMAPTC, 02
CMAPTC, 03
TatTtenekom, 03
YPCW 04

YPCW 05

YPCW 06

YPCW, 07
LleHTpTenekom 04
LlenTp. Tenerpad, 03

MeTannyprus
AmypmeTann, 01
VHMPOM, 02
VHMPOM, 03
MavpWHBecT, 01
MawupUWHBecT, 02
Makcu-I'pynn, 01
M3 um. Ceposa, 02
HM3 um. KyabmuHa, 01
HCMMS3, 01

OMK, 01

Pycan ®uH 02
PycAn®uH, 03
CsoboaHbin cokon, 02
CI MEYEN, 01

CI' MEYET, 02
CesepcTtans, 01
TO MEYEN 01
TMK, 02

TMK, 03
Tynayepmet 02
yTnas, 01

© BaHk MockBbl

OBbLEMbI
O6oporT, Ob6vem,
MIH. py6.  mnpa. py6.
0.70 10000
0.00 5000
0.00 5000
1.56 5000
6.62 6000
2.73 2000
0.00 1000
8.00 7000
0.00 1500
0.00 500
0.00 1500
1.55 5000
5.02 3000
98.08 1500
2.66 5000
19.46 1500
0.00 500
0.00 1500
0.40 7000
0.00 5000
0.00 7000
0.26 2300
57.59 3000
19.77 2000
12.14 1500
0.00 1000
0.00 1500
0.00 1500
0.00 3000
0.00 2250
1.03 2000
35.62 3000
0.00 2000
0.00 2000
6.83 1500
0.00 3000
0.00 500
1.62 1000
0.00 600
77.69 3000
0.00 2000
0.00 2000
0.51 3000
8.25 5623
0.00 700
26.29 1500
5.15 3500
32.01 5000
2.34 1500
21.37 1000
1.51 1300
0.98 500
10.93 1000
0.00 3000
0.00 2000
0.00 1200
0.00 1000
3.05 3000
0.00 5000
0.00 6000
0.21 600
0.00 2000
70.88 5000
0.00 3000
0.00 3000
1.01 3000
1.05 5000
0.00 1000
4.23 3000

MNOrALIEHUE/ BbIKYN

KynoH,%

8.1

Moraluexvie Odepra

18.01.2007 -
10.02.2010 -
09.10.2007 -
06.08.2009 -
17.11.2009 -
07.12.2007 -
21.12.2008
10.12.2010 12. 12 2008
01.09.2008 -

22.02.2007 -
09.03.2011 19.03.2009
29.06.2011 -
19.04.2007 -
18.12.2008 21.06.2007
18.02.2016 23.02.2012
15.04.2009 17.10.2007
01.03.2007 -
13.03.2008 -
12.12.2008 -
18.12.2007 -
22.06.2010 -

30.11.2010
30.11.2010 04. 12 2008
30.05.2012 02.06.2010
03.06.2009 -
22.04.2009 25.04.2007
25.05.2010 29.05.2007
11.04.2007 -
15.04.2008 -
08.04.2008 -
05.07.2007 -
25.04.2008 -
16.09.2010 23.09.2008
20.05.2009 -
03.10.2007 -
24.02.2011 28.02.2008
26.06.2007 26.12.2006
29.09.2009 02.10.2007
06.05.2007 -
01.11.2007 -
17.04.2008 -
17.11.2011 20.11.2008
13.03.2012 17.03.2009
21.08.2009 -
01.04.2009 -
07.02.2007

10.10.2009 -
09.12.2009 -

26.02.2009

15.07.2010 19. 07 2007
18.05.2011 23.05.2007
03.04.2007 -
16.12.2008 -
12.03.2009 13.09.2007
27.02.2009 -
14.02.2010 16.08.2007
19.05.2008 -
12.06.2008 -
20.05.2007 -
21.09.2008 -
22.11.2007 -
22.11.2007 -
12.06.2013 16.06.2010
28.06.2007 -
12.06.2009 -
24.03.2009 30.03.2007
15.02.2011 19.02.2008
02.12.2007 -
16.06.2010 25.04.2008

WHpvkaT.
ueHa

100.20
104.40
101.15
100.85
101.10
101.10
102.20
99.35

100.31

LEHA

Mokynka

100.20
104.36
101.00
100.85
100.83
101.00
0.00
99.35
100.07

0.00

103 32
100.25
100.50
100.76
100.60
0.00
101.70
100.30
101.98
0.00

100.95
101.05
102.40
101.00

100 43

Mpopaxa

100 98
100.85

100.10
102.65
101.95
100.15
102.03
0.00
102.30
0.00
99.10
101.54
102.40

N3MEHEHME,%

fieHs Hepens  mecsil

0.00 -0.07 -0.65
0.00 -0.10 -0.14
0.00 0.00 -0.30
-0.10 0.05 0.20
035 -0.20 0.00
-0.25 0.04 -0.36
0.00 0.17 -0.34
012 -039 -1.17
0.00 -0.10 -0.10
0.00 -0.13 -0.07
0.00 -0.25 -0.37
0.03 0.00 -0.10
-0.08 0.00 -0.54
0.10 -0.15 -0.03
-0.07 -0.09 -0.13
-0.05 -0.02 0.05
0.00 0.00 0.00
0.00 0.02 -0.59
-0.05 0.16 -0.55
0.00 029 -0.32
0.00 0.05 -043
3.08 -0.24 -0.24
-0.14 025 0.29
0.03 -0.02 -0.24
-0.20 -0.05 -0.22
0.00 -0.40 -0.69
0.00 -0.11 -0.35
-0.20 0.00 -0.10
0.00 -0.19 -0.49
0.00 0.10 0.00
0.10 -0.29 -0.32
0.04 -0.10 -0.51
0.00 -0.10 -0.10
-0.44 -0.34 0.03
0.10 -0.11 -0.07
0.00 0.00 -0.22
0.00 -1.00 -0.29
0.15 -0.06 -0.25
0.00 0.10 -0.55
024 008 -0.17
0.00 -0.05 0.10
0.00 -0.10 -0.08
-0.04 0.00 0.05
-0.22 -0.13 -0.48
0.00 -0.05 -0.99
0.06 -0.19 -0.10
0.10 -0.01 -0.15
-0.05 0.05 -0.21
0.05 -0.37 -0.10
0.03 -0.10 -0.28
-0.05 -0.79 0.25
-0.10 0.00 -0.26
-0.06 0.15 -0.57
0.00 036 -1.02
0.00 -0.30 -0.16
0.00 0.00 -0.05
0.00 0.00 0.00
0.05 -0.01 -0.05
0.00 0.00 -0.61
0.10 050 0.05
-0.10 0.20 -0.19
0.00 1.02 205
0.00 -0.06 0.21
0.00 0.00 0.30
0.00 -0.05 1.14
-0.05 -0.03 -0.30
0.02 -0.10 -0.14
0.00 0.00 0.03
-0.05 0.05 0.00

ExefHeBHbI# 0630p AONTOBbLIX PbIHKOB

25 nekabpsa 2006 r.

AOXOAHOCTb,% AIOPALUA
HKO Tekywas Krnoraw. Kodepte [iop. net. Mog. aop
33.78 8.09 5.31 - 0.08 0.07
28.60 7.87 6.75 - 277 2.59
1495 749 6.16 - 0.78 0.74
2532 6.89 6.70 - 2.39 2.24
596 7.17 6.94 - 2.66 2.49
3.74 964 871 - 0.94 0.86
53.60 10.52 8.74 - 1.00 0.92
152 9.31 - 985 1.85 1.68
521 947 9.63 - 1.58 1.44
3097 947 7.14 - 0.17 0.16
1842 8.31 - 8.60 2.03 1.87
3728 7.84 735 - 3.76 3.50
17.69 10.21 8.99 - 0.33 0.30
49.12  9.79 - 0.48 0.44
2347 7.59 - 7.61 4.28 3.98
17.01 9.62 - 8.78 0.80 0.73
3529 1145 873 873 0.19 0.18
2591 947 8.13 - 1.16 1.07
117 7.08 7.05 - 1.88 1.75
048 861 6.59 - 0.97 0.91
40.01 796 7.16 - 3.01 2.81
3.73 832 7.79 - 2.65 2.46
359 8.1 - 774 184 1.71
3.64 8.64 - 8.15 298 2.76
3.53 850 8.02 - 1.70 1.57
11.09 7.10 - 713  0.34 0.32
523 824 - 6.60 0.44 0.41
18.05 920 6.32 - 0.30 0.29
16.47 9.02 7.34 - 1.25 117
955 880 9.03 - 0.86 0.79
57.53 12.18 7.59 - 0.51 0.47
13.86 9.04 7.91 - 1.28 1.19
19.57 7.84 7.88 1.65 1.53
6.87 8.51 8.06 - 2.22 2.05
11.22 750 7.71 - 0.55 0.51
532 9.05 - 749 113 1.06
68.27 14.08 - 0.01 0.01
30.52 14.23 - 15.86 0.75 0.65
14.49 11.63 9.23 - 0.37 0.33
13.41 976 7.18 - 0.84 0.78
15.86 9.02 7.83 - 1.26 117
6.29 8.15 - 8.02 1.80 1.67
2140 832 - 8.05 2.05 1.89
46.88 12.08 7.92 - 2.26 2.09
20.84 9.73 9.98 - 2.03 1.85
38.55 10.47 8.33 - 0.13 0.12
22.10 10.67 - 825 0.77 0.72
197 969 844 - 1.77 1.63
30.07 9.65 9.17 - 1.97 1.80
45.15 10.58 - 8.80 0.55 0.51
8.50 10.63 - 8.89 042 0.39
26.62 12.26 11.67 - 0.27 0.25
6.81 10.77 10.71 - 0.91 0.82
30.21 11.54 - 15.54 0.70 0.61
26.61 8.82 9.35 - 1.99 1.82
38.27 11.03 - 11.76  0.63 0.56
085 1.16 1244 - 1.40 1.25
353 9.04 8.07 - 1.41 1.31
6.79 797 6.95 - 0.41 0.38
1795 719 7.19 - 1.65 1.54
9.01 11.73 11.82 - 0.89 0.80
422 564 862 - 0.91 0.84
0.23 8.30 - 8.16  3.10 2.86
38.84 8.04 6.61 - 0.50 0.47
0.90 590 8.82 - 2.34 2.15
23.77 10.01 - 730 0.27 0.25
26.35 7.92 - 7.74 1.1 1.03
5,08 975 9.95 - 0.92 0.84
0.26  9.29 - 7.83 1.29 1.20

McTounnkn: REUTERS, pacyetbl BaHka Mocksbl
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Pyb6neBble obnurayuu

OMUTEHTbI

MawmHocTpoeHue
AsToBa3s, 02

AgsToBa3s, 03
Baroxumalw, 01
BKM-®uHaHc, 01
Bonrabypmatu 01
[a3-duHaHc, 01
[T-T3L, QHepro 03
EMK 01

WxABTO, 01

Wxmatw, 02

WHTterpa ®uHaHc, 01
WPKYT 03
KAMA3-®uHaHc, 02
KpuoreHmalwu, 02
Mulr-duHaHc, 01
MoTosunux. 3asoasbl, 01
MoTopocTpoutens, 01
MM3, 01
MpowmTpakTop, 01
PocsepTon, 01
CantoT-OHeprusi, 01
HMO CATYPH, 01
CeBepcTanb-asTo, 01
COK-AgsTokomn., 01
CrpoiitpaHcras, 01
TB3, 03
TpaHcmaiuxongumtr, 01
YpansaroHsasog, 01
YpansaroH3asog 02

[ob6biBalowas NPOMbILLNEHHOCTb

BenoH-®uHaHc, 01
CY3K, 02

Xannena MNong ®uHaxc, 01

MoTpebutenbckuii cekTop

AnapgywkuH 01
ApHecTt®uHaHc, 01
BanTtuka, 01
Bantumop-Hesa, 02
Bumm-Bunne-AanH, 02
pynna OCT, 02
[xen-Op-Cu, 02
Hupan-UneecT, 01
Wumapko, 01

KpacHbii BocTok, 01
HytpuHBecTxonamHr, 01
Hacuc Kocmetuke, 01
OrTeu. nekapcTBa, 02
OuakoBo, 02
MNT-UHBecTmeHTC 02
Pycckuin Tekctunb 02
Pycckuin Tekctunb 03
CaHBai, 01

CuHeprus, 01
TanocTto-PuHaHc, 01

Axosnesckuin Tekctunb, 01

ArponpoMbILWeHHbIN KOMMNEeKC

AlNK Apkaga 01
AIK Apkaga, 02
AMK Oro, o1

ANK Oro, 02
BenrpaHkopm
EBpocepsuc

KBK Yepemywikn, 01
Moccenbnpom, 01
MABA, 01
Pasynsain-duHaHc, 01
Pycarpo 01

C- Arpo, 01
CokonbHukn MK, 01
Yepkuzoso, 01
JPKO, 02
tOrtpaHauT 02

© BaHk MockBbl

OBBbEMbI
O6opoT, O6bem,
MrH. py6.  mnpa. py6.
0.38 3000
0.00 5000
0.05 300
0.00 1000
2.98 600
35.06 2000
0.05 1500
0.00 1000
6.17 1200
3.70 1000
0.00 2000
3.12 3250
0.00 3000
0.00 500
0.50 1000
0.90 1500
0.95 800
11.22 750
0.00 1500
0.00 800
0.00 3000
0.00 1500
0.00 1500
0.40 1100
1.52 3000
0.00 1000
0.00 1500
0.00 2000
0.00 3000
0.00 1500
0.00 1000
12.47 750
0.20 500
0.00 600
0.10 1000
12.91 800
8.71 3000
1.91 1000
0.01 1200
0.00 1000
0.00 1000
0.00 1500
10.04 1200
1.00 400
0.00 1300
0.75 1500
0.00 1500
0.70 1000
0.00 1200
0.00 1000
0.15 1000
0.40 1000
0.33 1000
0.51 600
1.38 1000
0.80 1100
11.93 1200
0.00 700
0.01 1500
0.00 700
1.81 1000
0.00 350
0.96 3000
0.50 1000
0.00 400
0.00 1000
0.00 2000
0.64 1500
0.00 1000

MOrALLEHUE/ BbIKYT

KynoH,%

935

9.10
8.50
12.75

12.00
10.30

11.25
9.00
12.90
5.00
10.80
9.85
11.50
11.00
10.50
10.25
8.50
1.00
12.75
12.00
11.66
10.70
10.00
12.00

13.20
13.31
15.50
12.95
10.90
13.25
11.30
13.00

11.50
11.66
11.50
11.50

10.50
11.50

MoraweHrne Odpepra

13.08.2008 14.02.2007
22.06.2010 26.06.2007
19.06.2008 -
04.06.2008 -
08.10.2008 -
08.02.2011 12.02.2008
18.04.2008 -
02.10.2008 04.10.2007
14.03.2007 -
17.06.2008 -
20.03.2009 -
16.09.2010 -
17.09.2010 19.09.2008
08.07.2008 10.07.2007
03.06.2009 06.06.2007
22.01.2009 26.07.2007
19.03.2009 20.09.2007
21.07.2009 24.07.2007
03.07.2008 12.07.2007
26.05.2009 27.11.2007
25.12.2007 26.12.2006
23.03.2008 24.03.2007
21.01.2010 25.01.2007
24.04.2008 -
25.06.2008 -
18.06.2010 20.06.2008
01.12.2007 -
30.09.2008 -
05.10.2010 03.10.2007

03.06.2009 -
15.02.2007 -
02.04.2008 -

08.03.2007

29.04.2009 25. 04 2007
20.11.2007 -
15.05.2008 17.05.2007
15.12.2010 -
08.05.2008 10.05.2007
04.12.2007 05.06.2007
16.05.2007 -
19.12.2008 22.12.2006
25.02.2007 -
09.06.2009 12.06.2007
22.04.2007 -
17.02.2009 21.08.2007
19.09.2008 -
23.03.2009 -
05.03.2009 -
20.10.2009 18.10.2007
03.12.2008 06.06.2007
22.04.2009 24.10.2007
06.03.2009 07.09.2007
31.10.2008 -

28.06.2008 29.06.2007
20.02.2009 22.08.2007
22.04.2007 -
25.02.2009 -
02.12.2008 -
18.12.2007 -
02.03.2009 05.03.2007
12.12.2008 15.06.2007
15.06.2008 -
02.10.2008 05.04.2007
19.07.2008 18.01.2007
20.05.2009 21.11.2007
26.02.2009 30.08.2007
31.05.2011 02.06.2009
22.01.2010 26.01.2007
25.11.2008 -

WHpowvkar.
ueHa

100.08
99.85
104.80
100.02
99.40
100.00

LEHA

Mokynka

100.28
100.25

0.00
99.90
99.71

100.10
100.00
0.00
99.20
103.10
95.50
99.70
0.00
0.00
100.05
99.90

Mpopaxa

99. 85

W3MEHEHME,%

neHb

0.00

OOO

Hepens

ExefHeBHbI# 0630p AONTOBbLIX PbIHKOB

mecsl

-0.35

25 nekabpsa 2006 r.

AOXOOHOCTb,%

HKO

32.01
37.82
67.32
4.01

21.40
29.77
17.75
19.72
29.02

25.89
21.79
20.84
43.54
4.32
40.27
29.92
15.73
44.61
5.86
49.22
22.19
45.31
18.90
46.29
45.87
0.55
20.35
19.98

3.74
8.15
27.25

34.52

7.25

Tekyuwas

932

9.07

1278

0.00
11.49
11.72
11.39
11.62
8.92
10.49
11.62

Knoraw. Kodepre [iop. nert.

10.22
9.97
5.45

11.71

11.03

9.15

13 60

11.13
7.61

8.22

10.04
9.60
10.17

10.07

15.06
13.69

8.39
8.27

8.65

9.99

8.65
1023
9.85
11.99
10.23
10.62
9.10
16.65
8.90
3.75

8.93

9.02

9.84
12.81
5.01

26.80

11.38

AOPALIUA

0.21

172

1.38

Mog. arop

0.19

162

WcTounnkn: REUTERS, pacyeTbl BaHka Mocksbl
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Pyb6neBble obnurayuu

OMUTEHTDI OBBLEMbI MOrALUEHUE/ BbIKYN
Sniozoy; MJ(':I)[;SJLED';S KyroH,%  MoraweHue Odpepra Mnfem::'r.
PO3HM4YHbIN CEKTOP
Ap6ar ang Ko, 01 0.00 1500 10.50 20.06.2008 22.06.2007 100.05
BukTopusi-®uHanc, 01 0.00 1500 9.90 29.01.2009 01.02.2007 99.81
[Oetckuit mup, 01 0.99 1150 8.50 26.05.2015 - 98.90
Ovikas Opxvges, 01 0.01 1000 11.30 09.04.2009 12.04.2007 100.25
Avken-®rHanc, 01 7.06 3000 9.25 17.03.2011 - 93.70
OOMO-®uHaHc, 01 0.90 1000 12.50 14.02.2008 15.02.2007 100.00
EspoceTs, 02 4.64 3000 10.25 02.06.2009 04.12.2007 99.30
WHkom-Jlaga, 02 0.00 1400 11.75 12.02.2010 16.02.2007 99.97
Koneitka T/, 01 17.65 1200 9.75 17.06.2008 - 100.10
Konevika T, 02 1.19 4000 8.70 15.02.2012 18.02.2009 99.19
Maruut 01 0.00 2000 9.34 19.11.2008 - 102.05
MapTa ®uHaHc, 02 0.00 1000 11.75 06.12.2009 07.06.2007 98.80
Mapta-®uHatc, 01 0.81 700 14.84 22.05.2008 - 100.30
MaTpuua duHaHc 0.91 1200 12.32 10.12.2008 13.06.2007 98.75
MUP duHaHc 0.00 1000 9.89 27.12.2007 27.12.2006 100.01
MoweTka, 01 0.00 1000 10.70 14.05.2009 15.11.2007 99.35
Hartyp npoaykr, 02 547 1000 10.75 16.06.2009 18.12.2007 100.00
MepekpecTok, 01 0.00 1500 8.15 08.07.2008 10.07.2007 99.80
Matepoyka duHaHc, 01 0.00 1500 11.45 12.05.2010 - 109.38
MNaTepoyka ®uHaHc, 02 0.12 3000 9.30 14.12.2010 - 103.50
TexHocuna, 01 2.03 2000 10.00 26.05.2011 28.05.2008 98.00
TOM-KHUIA, 01 0.01 700 11.35 05.02.2009 08.02.2007 100.15
JNlecHas npombIiwneHHocTb u LUBK
ALIBK-MHBecT, 02 0.00 500 0.00 20.05.2008 - 101.01
ALIBK, 03 0.00 1500 9.95 14.04.2011 18.10.2007 100.50
Bonra, 01 0.00 1500 12.00 13.03.2007 - 100.45
rOT3K, 02 0.50 1500 11.50 18.06.2009 21.06.2007 99.77
[3-®uHaHc, 01 0.50 400 11.60 23.05.2008 25.05.2007 99.50
HITK 01 0.00 500 12.45 31.01.2008 - 100.00
N3¢ Cotoz, 01 0.00 300 10.00 09.10.2007 - 100.00
CTpouTenbLCTBO, UNoTeKa U HeABWKUMOCTb
ApnamanT, 01 0.00 500 13.10 05.06.2008 - 100.15
AgamaHT, 02 0.05 2000 11.25 20.05.2010 24.05.2007 99.60
AMXKK 01 0.00 1070 11.00 01.12.2008 - 108.01
AVIXKK, 02 0.00 1500 11.00 01.02.2010 - 110.95
AMXK, 03 0.00 2250 9.40 15.10.2010 - 105.50
AVIXKK, 04 0.00 900 8.70 01.02.2012 - 105.80
BXa, 01 0.00 500 12.65 19.12.2008 22.12.2006 100.00
Inasmocctpon, 01 0.00 2000 1.00 27.05.2007 - 99.00
I'nasmoccTpoit, 02 0.00 4000 11.50 17.03.2011 22.03.2007 100.70
MHTEKO, 01 0.06 1200 10.95 15.02.2007 - 100.20
Uekntmuement 02 2.94 500 12.50 05.11.2008 07.11.2007 100.53
NckutumuemenT, 01 0.00 200 16.80 24.12.2006 - 100.00
NasepHa, 01 3.00 1000 11.25 08.04.2010 12.04.2007 100.15
MUA, 01 0.15 2200 10.00 20.09.2012 - 102.45
MWA, 02 0.00 1000 9.50 09.08.2008 06.02.2007 100.07
MUA, 03 0.00 1500 9.40 23.02.2012 30.08.2007 100.58
Mwupakc pynn 20.99 1000 12.50 19.08.2008 - 100.60
MOWA, 01 139.54 1500 9.00 21.12.2010 23.12.2006 101.65
MnuK, 05 10.01 1120 10.20 20.05.2008 22.05.2007 99.50
Canasatctekno 01 0.00 750 11.60 25.03.2008 - 102.75
Canasatcrekno 02 0.05 1200 9.28 28.10.2009 31.10.2007 100.00
Cw6. uemenT., 03 0.00 800 9.70 12.06.2008 14.06.2007 99.80
CVY-155 0.00 1500 10.50 30.03.2007 - 100.00
TepHa-duHaHc, 01 0.00 500 0.00 16.12.2008 18.12.2007 100.00
LIYH NleHCneuCMY, 01 1.00 1000 11.75 22.04.2010 24.04.2008 99.60
FOCKK, 01 0.00 600 14.00 01.07.2008 17.01.2008 100.12
TpaHcnopTt
AsuaK. Camapa, 01 0.00 350 14.00 08.03.2007 - 100.00
WcT Naitn XeHanuHr, 02 10.70 3000 0.00 22.05.2008 - 100.11
MMK-TpaHc, 01 0.23 650 11.50 10.07.2008 11.01.2007 99.98
PX[, 05 100.00 10000 6.67 22.01.2009 - 100.00
PO, 03 0.00 4000 8.33 02.12.2009 - 103.96
PXQ, 02 0.00 4000 7.75 05.12.2007 - 101.62
PXA 07 22.64 5000 7.55 07.11.2012 - 102.90
PX[ 06 14.74 10000 7.35 10.11.2010 - 101.60
P> 04 0.75 10000 6.59 14.06.2007 100.21
TpaHcaspo-PuHaHchl, 01 12.00 2500 11.65 05.02.2009 09. 08 2007 100.05
QiipkOHMoH 01 480 1500 13.00 10.11.2009 15.05.2007 99.45
HOT3ip, 02 0.01 1000 10.40 10.03.2009 13.03.2007 100.12

© BaHk MockBbl

LLEHA

Mokynka

0.00
99.72
98.20

100.20
93.30
99.85
99.20
99.91

100.00
98.90

0.00
98.80

100.00
98.75

0.00

0.00
99.60

0.00

109.25
103.25
97.80
100.00

0.00

100 00

Mpopaxa

0.00
99.90
98.90
100.25
93.70
100.11
99.49
100.03
100.20
99.20
0.00
99.40
100.30
99.18
0.00
0.00
100.00
0.00
109.50
103.50
98.00
100.15

100 25
100.10
99.45
100.25

N3MEHEHUE, %

neHb Hepens  Mecsl

000 000 -0.04
000 030 -0.23
015 -0.15 0.0
0.05 -0.01 -0.38
032 -043 -4.08
015 027 025
000 -0.03 -1.09
0.00 005 -0.20
010 0.00 -0.10
-0.01 000 0.00
000 013 -0.29
030 0.00 -0.21
020 -1.38 -1.17
039 -0.55 -0.45
0.00 006 -0.09
000 -0.10 -0.15
0.30 -0.09 -0.90
000 000 0.00
000 014 -0.35
005 -0.24 -0.10
076 -1.03 0.25
025 049  0.05
000 000 1.01
000 -0.10 -0.10
001 -0.30 -0.45
013 015 -0.35
0.09 -0.01 0.30
050 -001 -0.15
0.00 1.01 0.0
000 000 -0.54
2020 -0.11 -0.40
000 000 0.00
0.00 000 -0.45
000 -043 -0.25
0.00 0.00
000 000 -0.15
421 123 232
000 -0.16 -0.13
005 000 0.5
003 -0.05 -0.30
0.00 -0.25 -0.59
010 -0.08 -0.32
000 000 -0.16
000 019 -024
000 -0.30 0.04
020 -031 -0.35
029 000 -0.29
010 -004 017
000 000 -0.15
020 -0.06 0.15
000 -0.30 005
000 -0.25 0.50
000 000 -0.52
010 -0.70 0.00
000 015 -0.33
2001 -035 021
011 -0.07 -0.15
0.01 0.00 -0.35
000 005 -0.33
004 005 -0.72
000 007 -0.20
010 -0.06 0.10
005 008 0.13
001 -0.13 -0.30
0.05 -0.35 -0.09
025 000 -0.29
011 -0.02 -0.13

ExefHeBHbI# 0630p AONTOBbLIX PbIHKOB

25 nekabpsa 2006 r.

AOXOOHOCTb,% AIPALUA
HKO Tekywas Knoraw. Kodepre [iop. net. Moga. Alop

52.07 10.49 - 10.66 0.48 0.43
37.97 9.92 - 11.15  0.12 0.10
349 859 887 - 6.15 5.65
21.67 11.27 - 10.86 0.30 0.27
23.06 9.87 11.46 - 3.49 3.14
43.15 12.50 - 11.98 0.15 0.14
449 10.32 - 11.34  0.93 0.83
10.95 11.75 - 11.82  0.16 0.14
16.56 9.74 9.79 1.88 1.71
6.91 8.77 - 943  1.98 1.81
742 915 832 - 1.79 1.65
451 11.89 - 1447 0.46 0.40
11.38 14.80 15.10 - 1.32 1.15
270 1248 - 15.09 0.48 0.42
47.96 9.89 - 944  0.02 0.01
10.26  10.77 - 11.78  0.88 0.78
0.59 10.75 - 11.04 0.97 0.87
36.40 8.17 8.70 0.53 0.49
11.29 1047 8.39 - 2.90 2.68
0.51 8.99 842 - 3.43 3.16
6.03 10.20 - 11.87  1.36 1.22
4136  11.33 - 9.81 0.13 0.12
0.00 0.00 - 1.41 1.42
17.17  9.90 - 9.64 0.79 0.72
3255 1195 9.66 - 0.23 0.21
57.34 11.53 - 0.47 0.42
8.58 11.66 - 12.73  0.43 0.38
47.75 - 1.44 1.28
21.10 10.00 10.21 - 0.78 0.70
5.02 13.08 12.69 - 1.37 1.22
8.63 11.30 - 12.79 042 0.37

10.18 6.66 - 1.80 1.69
4279 991 7.15 - 2.65 2.47
1725 891 7.24 - 2.30 2.15
11.92 822 753 - 4.17 3.88
31.19 12.65 - 12.27  0.00 0.00
0.71 1.01 - 0.43 0.42
28.67 1142 - 839 0.25 0.23
37.80 10.93 9.28 - 0.15 0.14
14.73 12.43 - 12.38  0.84 0.74
40.96 16.80 16.14 - 0.01 0.01
21.58 11.23 - 10.52  0.31 0.28
986 976 941 - 2.72 2.49
1145 9.49 - 8.89 0.13 0.12
5.41 9.35 - 8.80 0.67 0.62
4144 1243 11.82 - 1.50 1.34
4512 8.85 - 0.00 0.12
8.38 10.25 - 11.93  0.41 0.37
27.33 1129 942 - 1.18 1.08
1271 9.28 - 947 084 0.77
1.86 9.72 - 10.12  0.48 0.44
2416 10.50 10.91 - 0.26 0.24
0.00 0.00 - 0.00 0.99 0.99
18.03 11.80 - 1215 1.22 1.09
65.21 13.98 - 7.05 0.97 0.91
40.27 14.00 13.46 - 0.21 0.19
0.00 0.00 - 1.42 1.42
50.73 11.50 - 11.28 0.06 0.05
26.86 6.67 6.78 - 1.94 1.81
342 801 6.94 - 2.67 2.50
318 7.63 6.07 - 0.94 0.88
745 734 7.06 - 4.84 4.52
725 723 6.99 - 3.43 3.21
126 6.58 6.13 - 0.48 0.45
4245 11.64 - 11.84 0.61 0.54
13.18 13.07 - 15.21  0.39 0.34
2.56  10.39 - 9.83 0.22 0.20

Wctounnkn: REUTERS, pac4yeTtbl baHka MockBbl
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Pyb6neBble obnurayuu

OMUTEHTDI

Xumus u HedbTexmuns

'pynna Huton, 01
Hoporobyx, 01

Kynbbiwesa3oT-nHsecT, 02

MapwuiickuinHMN3, 01
HKHX, 04

HKHX, 03

CAHOC 02

YXK, 01

PUHaHCOBbLIN CEKTOP
Abcontot baHk, 02

AK BAPC, 02

BaHk 3enuT, 01

BaHk 3EHUT, 02
Bank Keap, 01

Bank CIM6, 01

BaHk Cnypr, 01
BrewTopr6ank 04
BrewTopr6ank 05
[a3bank, 01
[asnpombaHk, 01
EBPP, 01

EBPP, 02

KWUT ®uHaHc, 01
MacTtep-baHk, 02
MKB 01

MKB, 02

MMB, 01

MMB, 02
Mockommepu6aHk, 01
HOMOC-BbaHk, 06
HOMOC-BaHk, 07
MpobusHecHaxk, 05
PocbaHk, 01
Poccenbxo3batk 01
Poccenbxo3baHk, 02
Pycckuin Ctangapt 04
Pycckuin CtaHgapt 05
Pycckuin Ctangapt, 03
Pycckuin CtangapT, 06
Pycb-baHk, 01
Cubakagembark, 01
CubakagembaHk, 02
Cubakagembark, 03
CobuHbaHK, 01
COHKO3 6aHk, 01
CynocTp. 6aHk, 01
TartcdoHabaHk, 03

TK ®uHaHc, 01
TypaHAnem 01
YpaneHeluTtoproaHk, 01
®duHaHc UHT UHB, 02
XKB baHk, 02

XKB BaHk, 03
tOHWacTpymbaHk, 01

© BaHk MockBbl

OBbEMbI
O6opoT, O6bem,
MrH. py6.  mrpa. py6.
0.00 1000
0.00 900
10.54 2000
10.93 800
0.00 1500
0.00 2000
35.73 3000
0.00 500
0.00 1000
0.00 1500
0.00 1000
9.99 2000
0.00 450
0.00 1000
0.00 500
0.00 5000
0.00 15000
0.00 750
50.31 1500
0.00 5000
0.00 5000
0.34 2000
0.01 1000
0.10 500
0.85 1000
0.00 1000
0.00 3000
0.00 1000
0.00 800
1.1 3000
3.49 1000
1.21 3000
0.00 3000
53.48 7000
0.21 3000
0.00 5000
4.51 2000
0.00 6000
79.43 1400
0.00 470
0.00 1500
0.00 3000
0.10 2000
0.00 1000
3.00 1500
3.61 1500
0.00 1000
0.00 3000
0.00 1500
0.00 2500
0.59 3000
0.00 3000
0.48 1000

NOrALUEHUE/ BbIKYT1

KynoH,%

1.00
8.60
8.80
12.40
9.99
8.00
10.00
10.00

9.70

1150

12.50

Morawwexue Odpepra

16.12.2008 18.12.2007
11.06.2008 b
04.03.2011 -
16.12.2008 19.06.2007
26.03.2012 02.04.2009
01.09.2007 -
10.11.2009 13.11.2007
21.01.2011 26.01.2007

30.06.2008 02.06.2007
22.01.2009 26.07.2007
24.03.2007 -
16.02.2009 -
05.10.2007 -
22.06.2009 17.06.2007
15.11.2007 -
19.03.2009 22.03.2007
17.10.2013 26.04.2007
25.11.2008 20.11.2007
27.01.2011 -
12.05.2010 -
21.04.2011 -
18.12.2008 18.12.2007
23.05.2008 25.05.2007
25.04.2007 -
04.06.2009 06.12.2007
13.02.2007 -
11.02.2009 14.02.2007
10.12.2008 05.12.2007
16.08.2007 -
16.06.2009 18.12.2007
29.04.2009 02.09.2007
15.02.2009 14.02.2007
04.06.2008 -
16.02.2011 -
03.03.2008 -
09.09.2010 15.03.2007
22.08.2007 -
09.02.2011 15.08.2007
19.03.2009 22.03.2007
05.04.2007 -
12.12.2008 15.06.2007
04.06.2009 -
13.05.2009 14.11.2007
24.04.2008 -
02.07.2009 05.07.2007
19.05.2009 20.11.2007
18.09.2008 22.03.2007
06.10.2009 -
24.04.2008 26.04.2007
12.09.2007 -
11.05.2010 15.05.2007
16.09.2010 22.03.2007
17.02.2009 20.02.2007

WHopkaT.
ueHa

100.00
101.00
100.45
100.30
104.36
100.14
105.05
100.30

100.50
99.95
100.05
99.90
99.90
99.75
100.00
99.90
100.20
100.00
99.40
100.05
100.07
101.00
100.75
100.04
99.70
101.00
100.34
100.16
101.35
100.40
98.50
100.31
100.27
101.72
99.55
99.90
100.15
98.99
100.36
99.75
100.35
100.38
99.80
102.15
100.00
99.90
99.88
100.83
100.12

99.00
99.50
100.25

LLEHA

Mokynka

0.00
0.00
100.30
100.16
104.35
0.00
105.00
99.50

100.20
0.00
100.00
99.56
99.91
99.50

Mpopaxa

0.00
0.00
100.45
100.30
0.00
100.14
105.15
101.10

WU3MEHEHME, %
neHb Hepens  Mecsl
0.00 0.00 -0.35
0.00 1.00 -0.15
025 0.10 -0.22
-0.06 0.15 -0.57
0.00 -0.02 -0.24
0.00 0.10 0.00
0.00 -0.19 -0.43
0.00 -0.68 -0.01
0.00 -0.10 -0.03
0.00 0.00 0.01
0.00 -0.20 0.20
0.20 -0.05 -0.21
0.00 0.00 -0.13
0.00 0.00 0.55
0.00 0.00 0.00
0.00 5.00 -0.20
0.00 0.00 0.00
0.00 0.10 -0.10
0.02 -0.08 0.45
0.00 -0.12 0.07
0.00 0.00 0.10
0.00 0.00 -0.32
0.05 0.34 -0.05
0.03 0.00 0.15
-0.20 0.00 -0.10
0.00 - 0.00
0.00 0.00 0.02
0.00 0.17 -0.09
0.00 087 -0.12
0.00 0.00 0.30
-0.35 -0.10 -0.11
0.00 0.01 -0.29
0.00 0.00 0.15
-0.01 -0.05 0.00
0.00 -0.15 -0.10
0.00 0.00 0.00
0.15 0.03 -0.30
0.00 -0.09 -0.26
0.01 -0.10 0.02
0.00 0.00 -1.14
0.00 0.13 -0.40
0.00 0.05 -0.15
-0.20 -0.70 10.72
0.00 -1.73 o021
0.03 0.11 0.10
-0.18 -0.05 -0.05
0.00 0.00 -0.01
0.00 0.00 0.00
0.00 0.04 -0.16
-0.40 -0.10 -0.15
-0.10 -0.10 0.30
-0.05 -0.03 0.00

ExefHeBHbI# 0630p AONTOBbLIX PbIHKOB

25 nekabpsa 2006 r.

AOOXOOHOCTb,%  AOIOPALIUA

HKO Tekywas Krnoraw. Kodepre [wop. net. Moa. ilop
0.05 1.00 - 0.99 0.98
1.88 851 8.02 - 1.41 1.31
25.07 8.76 8.85 - 3.52 3.23
0.68 12.36 - 11.75 0.49 0.44
2190 9.57 - 798  2.06 1.91
219 799 7.89 - 0.44 0.41
10.14 952 8.16 - 2.57 2.37
15.07 9.97 - 6.83 0.10 0.09
505 9.65 - 8.83 0.44 0.40
33.23 8.25 - 849 057 0.53
19.73 8.00 7.67 - 0.25 0.24
2919 840 861 - 1.96 1.81
2395 1151 1214 - 0.75 0.67
1.58  9.62 - 10.52 0.48 0.44
8.87 925 957 - 0.87 0.79
16.21  6.51 - 0.25 0.23
9.51 6.19 - 572 034 0.32
8.63 10.50 - 10.75 0.89 0.80
2723 714 740 - 3.53 3.29
584 592 - 3.34 3.34
755 492 - 4.28 4.28
1.10  9.90 - 0.97 0.89
8.69 11.66 - 982 043 0.39
16.40 10.50 10.77 - 0.34 0.30
3.99 1043 - 11.02  0.93 0.84
29.11  8.22 - 0.15 0.15
2262 6.48 - 414  0.15 0.14
3.82 9.29 932 0.93 0.85
3462 990 7.99 - 0.63 0.58
045 8.22 - 798 0.97 0.90
13.27 9.84 - 12.35 0.68 0.61
3244 9.22 - 6.95 0.15 0.14
296 718 7.19 - 1.39 1.30
6.24 772 757 - 3.57 3.32
25.09 829 882 - 1.14 1.05
2041 761 - 788  0.23 0.21
2762 839 830 - 0.65 0.60
28.18 8.18 - 995 0.63 0.57
26.18 10.46 - 879 0.25 0.23
18.46 8.77 529 - 0.52 0.49
164 997 - 957 048 0.43
3.68 956 9.64 - 2.24 2.04
11.84 12.02 - 12.58 0.87 0.77
1419 9.06 7.76 - 1.26 117
48.33 10.50 - 10.76 = 0.51 0.46
8.22 10.01 - 10.50 0.88 0.80
26.80 10.76 - 10.97 0.25 0.22
15.29 7.69 - 2.53 2.35
15.73 10.24 - 10.26  0.34 0.31
20.34 -

8.62 8.59 - 11.03 0.40 0.36
20.57 8.29 - 10.71 0.24 0.22
41.44 1247 - 10.54 0.17 0.15

WcTounnkn: REUTERS, pacyeTbl BaHka Mocksbl
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MupoBoi pbiHOK gonra 7 25 pekabpsa 2006 r.

OMUTEHTbI OBbEM NOrALUEHUE LEHA M3MEHEHUE,% [OOXOOHOCTb,% PEWTUHI AOPALIUA

Heit o Cnpag k
O6bem, mrH.  KyroH,%  MoraiweHve A A Mokynka Mpopaxa AeHb Heaeno Mecsy K noraw. Tekywas oA

noraweHys benchmark Fitch S&P  Moody’s [iop. net.  Mog. alop

CyBepeHHble eBpoobnurauum

Poccua 07 $ 2400 10 26.06.2007 183 102.13 102.38  0.06 -0.18 -0.36 5.58 9.79 85 BBB+ A- Baa2 049 0.48
Poccus 10 $ 2718 8.25 31.03.2010 1192 104.56 104.94 -0.18 -0.30 0.06 5.43 7.89 79 BBB+ A- Baa2 1.64 1.59
Poccua 18 $ 3466 11 24.07.2018 4229 145.31 14594 0.26 0.26 0.95 5.61 7.57 98 BBB+ A- Baa2 742 7.22
Poceust 30 $19 526 5 31.03.2030 8497 113,50 113.88 0.00 0.05 1.40 5.61 4.41 98 BBB+ A- Baa2 7.40 7.20
Poccus 28 $ 2500 12.75 24.06.2028 7852 182.13 183.25 -0.14 -0.07 1.11 5.94 7.00 131 BBB+ A- Baa2 10.79 10.48
O6nuraumm MuHdmHa PO

MINFIN 8 $ 1322 3 14.11.2007 324 97.00 98.00 0.00 0.00 -1.02 6.17 3.09 0 BBB+ A- Baa2 278 2.58
MINFIN 5 $ 2167 3  14.05.2008 506 96.50 96.50 0.00 -0.13 0.33 6.22 3.1 0 BBB+ A- Baa2 3.76 3.57
MINFIN 7 $ 1750 3 14.05.2011 1601 90.38  91.00 0.00 -0.28 0.77 6.86 3.32 0 BBB+ A- Baa2 6.20 5.85
O6nurauum Aries

ARIES 01 € 2000 6.919 25.10.2007 304 102.60 102.66  0.00 -0.06  -0.29 3.85 6.74 9 Aaa 2.63
ARIES 02 € 1000 7.75 25.10.2009 1035 109.60 109.86 -0.05 -0.25 -0.24 4.07 7.07 23 Aaa 2.62 2.52
ARIES 03 $ 2436 9.6 25.10.2014 2861 128.86  129.20 -0.03 -0.21 1.07 5.08 7.45 46 Aaa 5.89 5.74
MyHuuMnanbHbIe eBpooGnuraumm

Mocksa 11 € 374 6.45 12.10.2011 1752 107.31 107.69 -0.03 -0.16 -0.08 4.70 6.01 83 BBB+ BBB+ Baal 4.24 4.05
TatapcraH 15 $ 250 7.7 03.08.2015 3143 101.38 102.88 -0.74 0.31 0.24 7.48 7.60 285 6.28 6.06
KopnopaTtuBHble eBpooGnurauum

CunbHedTb 07 $ 400 11.5 13.02.2007 50 100.39 100.90 0.05 -0.13 -0.60 8.00 11.46 301 NR BB+ 0.13 0.12
Dxen-3cp-Cun 07 60 9.75 10.04.2007 106 99.99 10049 0.00 -0.01 -0.53 9.59 9.75 463 0.29 0.28

A3MPOM 07 500 9.125 25.04.2007 121 101.00 101.25 0.07 -0.07  -0.38 5.90 9.03 91 BBB- BBB A3 0.33 0.32
THK 07 700 11 06.11.2007 316 103.74 104.21  0.01 -0.18  -0.50 6.42  10.60 131 BBB- BBB A3 0.83 0.81
MTC 08 400 9.75 30.01.2008 401 103.62 104.06 -0.03 -0.12 -0.13 6.25 9.41 115 BB- WR  1.02 0.99
Cucrema 08 350 10.25 14.04.2008 476 104.67 105.16 -0.01 -0.06 0.08 6.42 9.79 169 B+ BB- 1.23 1.19
Anpoca 08 500 8.125 06.05.2008 498 102.96 103.50  0.00 -0.11 -0.09 5.81 7.89 108 B 1.30 1.26
Bumm-Bunnb-AaqH 08 150 8.5 21.05.2008 513 101.55 102.12  0.02 -0.07 0.09 7.30 8.37 257 B+ WR 134 1.29
MMK 08 300 8 21.10.2008 666 102.10 102.72  0.03 -0.06 0.11 6.74 7.84 201 BB- BB WR 170 1.65
CubHedpTb 09 500 10.75 15.01.2009 752 109.61 11025 -0.02 -0.12 0.05 5.71 9.81 97 NR BB+ 1.82 1.77

CeBepcrans 09
CutpoHukc 09
Bbimnenkom 09

325 8.625 24.02.2009 792 103.56 104.18 -0.03 -0.14  -0.17 6.81 8.33 208 1.96 1.90
200 7.875 02.03.2009 798 99.54 100.25 -0.02 -0.04 0.09 8.10 7.91 337 2.00 1.92
450 10 16.06.2009 904 107.88 108.64 -0.02 -0.15 0.04 6.49 9.27 176 BB+ WR 225 2.18

PP PAPPARPAPMPAPARPARARARPLANANPARARARPLANPPARLR
w
o
o

EspaaxonauHr 09 10.88 03.08.2009 952  109.55 11020 -0.05 -0.30 -048 6580 993 206 2.26 2.19
HOPHUKESb, 09 500 7.125 30.09.2009 1010 10295 10359 0.03 006 035 594  6.92 132 2.51 2.44
A3MPOM 09 700 105 21.10.2009 1031 113.15 11352 -013 -013 014 539 9.28 75 BBB- BBB A3 249 243
MerachoH 09 375 8 10.12.2009 1081 103.85 10440 -0.06 -019 058 654  7.70 191 BB BB WR 268 2.60
Beimnenkom 10 300 8 11.02.2010 1144 103.90 10445 -0.01 -015 041 659 7.70 195 BB+ WR 275 2.66
A3MPOM 10 1000 7.8 27.09.2010 1372 11078 11122 -0.11 -0.17 -030 459  7.04 73 BBB- BBB A3 336 3.21
MTC 10 400 8.375 14.10.2010 1389 105.46 106.02 0.04 -014 060 668 7.94 204 BB- WR  3.31 3.20
Beimnenkom 11 300 8.375 22.10.2011 1762 10669 10759 0.00 000 000 672 7.85 213 4.04 3.91
Cucrema 11 350 8.875 28.01.2011 1495 105.16 105.81 -0.02  0.01 103 739 844 275 B+ BB- 3.41 3.29
MTC 12 400 8 28.01.2012 1860 105.00 10576 0.02 -014 112 682 7.62 222 B+ 417 4.03
lanepes 13 175 10.13 15.05.2013 2333  99.63 101.63 0.00 000 000 1020 10.16 560 423 403
Cesepcrans 14 375 9.25 19.04.2014 2672 10858 109.52 -016 -0.36 -023 769 852 310 5.47 5.27
Arpoca 14 $ 800 8875 17.11.2014 2884 11654 116.88 050 030 039 619  7.62 164 5.96 5.78
PXA 30 12600 rub 8.375 30.06.2012 2014 10325 0.00 000 000 000 695 8.11 61 2.26 2.22
PX[ 30 1000rub 11 30.06.2012 2014 101.38 101.75 000 000 0.00 1069 10.85 406 4.49 4.37
TA3MPOM 12 € 1000 4.56 09.12.2012 2176  98.81 99.22 -0.22 -029 -0.07 479 461 91 5.32 5.08
"A3MPOM 13-1 $ 1750 9.625 01.03.2013 2258 119.73 12028 -0.13 -027 042 578 8.04 118 BBB- BBB A3  4.81 4.68
A3MPOM 13-2 $ 1222 4505 22.07.2013 2401 97.07 9811 012 -010 096 565 4.64 105 2.60 2.53
TA3MPOM 13-3 $ 647 5625 22.07.2013 2401  99.96 100.26 -0.01 005 020 564 563 104 2.36 2.30
A3MPOM 15 $ 1000 5.875 01.06.2015 3080 10591 106.32 005 015 -0.57 499 555 110 6.72 6.41
EspaaxonauHr 15 $ 750 825 10.11.2015 3242 10353 10418 019 017 -050 769 7.97 311 BB BB- 6.44 6.21
"A3IMPOM 20 $ 1250 7.201 01.02.2020 4786 106.00 106.38 0.12 0.00 0.09  6.51 6.79 188 BBB- BBB A3  8.60 8.33
A3MPOM 34 $ 1000 8625 28.04.2034 9986 129.68 130.32 0.06 -044 063 6.33 6.65 156 BBB- BBB A3 1250 12.12

WcTounmkm: REUTERS
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MupoBO# pbiHOK gonra

SAMUTEHTDI

OBbLEM

O6bem, MH.  KyroH,%

NOrALULEHUE

lMoraweHune

EBpooGnuraummn domHaHCOBOro cekTopa

Pycc. Crang 07
Metpokommepu, 07
Pycc. Ctang 07
Mmnekcbark 07
Anbdabark 07
Pycc. Ctang 07
HOMOC 07
MBI Hukown
Pycc. Ctang 07
PocbaHk, 07
BTB 07
MocHap6aHk 07
MBPP 08

Pycc. Ctang 08
CubakagembaHk 08
AnbcabaHk 08
PocBP 08

AK BAPC 08
[asanpombaHk 08
BTG 08
®uHaHcbaHk 08
Poc6aHk, 09
MocHap6aHk 08
XKB BaHk 08-1
XKB BaHk 08-2

PeneccaHc Kanutan 0€

MeTtpokommepu, 09
Abcontot 09
CwnbakagembaHk 09
BuH6aHk 09

BaHk Mockebl, 09
MpomcesAsbbaHk 10
Pycc. Ctang 10
BaHk Mockebl, 10
Poccenbxo36aHk 11
Pycc. Crang 11
[asnpombaHk 11
BTB 11

BaHk Mocksbl 13
Cb6epbaHk 13
Poccenbxo3baHk 13
[a3npombaHk 15
BTB 15

Cb6epbaHk 15
MpomcTponbark 15
BaHk Mocksbl 15
Anbdabark 15
Pycc. CtaHg 15
BTB 35

© BaHK MockBbl

$

PR PARPAANANDDARPLAANLDNANPRPARARNNANDPAARPALANADADPAPAANLNLD

200
120
300

6.72
9
8.75
9
7.75
7.8
9.125
9
8.75
7.625
8.276
7.7
8.625
8.125
9.75
7.75
6.5
8
7.25
6.875
7.9
9.75
4.375
9.125
8.625

08.02.2007
09.02.2007
14.04.2007
29.06.2007
09.02.2007
28.09.2007
13.02.2007
19.03.2007
14.04.2007
09.07.2007
30.07.2007
05.10.2007
03.03.2008
21.04.2008
19.05.2008
02.07.2008
11.08.2008
27.10.2008
30.10.2008
11.12.2008
12.12.2008
24.09.2009
30.06.2008
04.02.2008
30.06.2008
31.10.2008
23.03.2009
07.04.2009
12.05.2009
18.05.2009
28.09.2009
04.10.2010
07.10.2010
26.11.2010
29.11.2010
05.05.2011
15.06.2011
12.10.2011
13.05.2013
15.05.2013
16.05.2013
23.09.2015
04.02.2015
11.02.2015
29.09.2015
25.11.2015
09.12.2015
16.12.2015
30.06.2035

DHen no

norawexusa

45
46
110
186
46
277
50
84
110
196
217
284
434
483
511
555
595
672
675
77
718
1004
553
406
553
676
819
834
869

LEHA

Mokyrka

Mpopaxa

100.16
100.46
100.52
101.05
100.25
100.50
100.49
100.84
100.52
100.94
101.63
101.06
101.39
100.66
102.79
101.18
101.50
100.60
102.95
102.50
101.75
104.88
97.99

101.26
100.62

0.00

100.00
100.75
102.11
100.75
105.41
101.65
97.24

104.91

103.75
100.40
106.50
107.63
105.88
104.25
106.38
101.22
102.75
102.25
100.95
104.31
102.01

99.47

103.25

U3MEHEHMUE, %
AeHb Hepgeno mecay
0.00 0.04 0.07
0.00 -0.03  -0.21
-0.03  -0.01 -0.28
0.00 0.01 -0.24
0.00 -0.01 0.02
-0.01 0.10 -0.24
0.02 0.02 -0.17
0.00 0.00 0.00
-0.03  -0.01 -0.28
0.00 -0.01 0.08
-0.01 -0.11 -0.21
0.00 0.00 -0.11
-0.06  -0.05 0.23
-0.05 0.05 -0.33
-0.02 0.18 -0.10
-0.16  -0.09 0.00
0.04 -0.05 0.37
0.00 0.02 0.08
0.03 -0.05  -0.02
0.09 -0.06 0.14
0.00 -0.17  -0.23
0.00 0.00 0.31
0.04 0.00 0.07
0.03 0.01 -0.11
0.04 0.14 0.16
0.00 0.00 0.00
0.01 0.16 -0.26
0.25 0.25 0.19
-0.06  -0.05 0.23
-0.04 -0.04 -0.06
-0.05  -0.05 0.08
0.00 0.22 0.29
0.00 -0.01 0.02
-0.05 0.11 0.85
-020 -0.27  -0.02
0.05 0.26 -0.38
-0.17 0.00 0.57
-0.14  -0.11 0.78
-0.31 -0.19 0.86
-0.06  -0.21 0.88
-028  -0.24 0.35
-0.15 0.10 1.41
-0.06 0.14 0.86
0.00 0.20 0.23
0.00 -0.03 0.53
0.09 0.29 0.32
0.00 0.00 0.52
0.15 0.20 -0.84
0.00 -0.21 0.54

[OXOOHOCTb,%
K noratw. Tekywasn Crpoa k
benchmark

7.61 6.73 259
7.16 8.98 234
7.95 8.73 297
7.41 8.93 233
6.82 7.75 215
7.94 7.81 286
7.18 9.11 223
7.02 8.96 207
7.95 8.73 297
6.58 7.58 179
5.91 8.16 36
5.92 7.10 48
7.7 8.54 261
8.07 8.12 334
7.82 9.51 309
7.48 7.72 274
5.87 6.44 113
8.02 8.00 329
5.88 7.08 115
5.67 6.73 94
7.34 7.82 261
7.47 9.38 281
5.89 4.47 116
8.37 9.06 325
8.52 8.61 379
7.99 8.00 340
8.35 8.06 363
8.86 8.77 413
8.30 8.87 357
9.60 9.52 487
6.08 7.64 145
8.20 8.42 356
8.54 7.76 390
6.11 7.07 147
5.99 6.67 140
8.65 8.63 405
6.49 7.54 179
5.83 7.02 123
6.46 7.02 186
5.83 6.26 123
6.10 6.79 150
6.42 6.47 180
5.55 6.18 91
0.00 6.12

6.09 6.18 145
6.38 7.22 178
8.16 8.50 357
9.28 8.99 468
6.08 6.11 139

ExeaHeBHbIN 00630p AONTOBbLIX PbIHKOB

PEATUHI

S&P

BBB-

B+

BBB+
BB-

BBB+

B+

BBB

BBB
BBB

BBB+

BBB+
BBB+

25 npekabpsa 2006 r.

B+
B+
B+
NR
B+

B+
B+

BBB+

BBB+

BB+
BBB+

B+

B

BB+
BBB+

AOOPALIUA
Moody’s Fitch [iop. net.  Moga. aop

0.11 0.11
0.11 0.11
0.29 0.29
0.48 0.47
0.12 0.12
0.73 0.71
0.13 0.12
0.23 0.22
0.29 0.29
0.50 0.47
2.45
0.73 0.71
1.12 1.08
1.26 1.21
1.32 1.28
1.40 1.35
1.53 1.49
1.72 1.65
1.74 1.69
1.86 1.81
1.85 1.78
1.76 1.73
1.44 1.40
1.04 1.00
1.39 1.33
1.77 1.70
2.05 1.97
2.07 1.99
217 2.08
217 2.08
2.48 2.41
3.24 3.12
3.30 3.16
3.46 3.36
3.49 3.39
3.68 3.53
3.93 3.69
4.08 3.97
5.20 5.04
5.31 5.16
5.23 5.08
6.70 6.49
2.80 2.73
3.36 3.26
3.45 3.34
3.42 3.29
3.42 3.27
1343  13.04

Wctounnku: REUTERS
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MupoBoi pbiHOK gonra 7 25 pekabpsa 2006 r.

OMUTEHTbI OBBLEM  [OrALUEHUNE LEHA U3MEHEHME,% [OXOAQHOCTb,% PEWATUHI  [IOPALUS

O6bem, mrH. KynoH,%  MoraieHve nﬂ:?eﬂiﬂ Mokynka Mpopaxa OeHb Hegenio mecsiL Krnoraw.  Tekywas becn I::Trf]lakrk Fitch S&P  Moody’s [iwop. net.  Moga. aop
CLN
KopnopatnBHbIN cekTop
Puumo 07 $ 125 12 10.01.2007 16 100.00 100.50  0.00 0.00 -0.12 1078 1200 533 0.06 0.06
HCMM3 07 $ 100 9.8 22.03.2007 87 9725 9775 000 -226 210 2075 10.08 1595 0.25 0.24
CAHOC 07 $ 40 8.875 11.04.2007 107  100.38 101.10  0.00 0.00 0.00 752 884 260 0.31 0.31
AMTEN 07 $ 175 9.25 30.06.2007 187 98.00 9850  0.00 026 -051 1333 944 825 0.50 0.47
Kys6accpaspesyronb 0: § 150 9 13.07.2007 200 99.75 100.31 000 -025 -0.29 947  9.02 433 0.52 0.50
CssizHoit 07 $ 50 10.75 28.07.2007 215 100.00 10025 0.00 -050 0.00 10.72 10.75 560 0.56 0.53
Cepbmoii KonTnHeHT 07 § 90 7.25 27.09.2007 276 99.00 100.00 0.00 0.00 000 849 732 323 0.77 0.73
Mupakc pynn 08 $ 100 9.7 27.02.2008 429  100.00 101.00 0.00 025 -037 958 970 452 1.10 1.05
TatcboHabark 08 $ 90 95 28022008 430 99.75  0.00 0.00 -025 -233 9.71 9.52 460 1.11 1.05
AsToBa3 08 $ 250 85 20.04.2008 482 10049 10145 003 -003 008 808 846 340 1.25 1.21
Pycc CtaHgBogka08 ¢ 85 10 06.06.2008 529  101.38 102.38 - 0.00 0.00  9.11 9.86 433 1.61 1.54
PMK 08 $ 100 9.25 21.12.2008 727 99.75 100.25 0.00 0.25 153 939 927 467 1.87 1.79
Wpkyt 09 $ 125 825 10.04.2009 837 100.12 10208 000 -003 126 818 824 345 2.09 2.02
CAHOC 09 $ 100 7.95 28.052009 885  100.50 101.10  0.00 0.00 106  7.71 7.91 304 2.26 2.18
PBK 09 $ 100 9.5 07.06.2009 895 100.13 100.50 0.00 0.00 -0.37 944 949 485 2.25 2.15

PUHAHCOBbIN CEKTOP
PoccBP 06 2500rub 7.6 29.12.2006 4 100.10 100.20 - 0.00 0.00 7.33 7.59 133 BBB+ 0.36 0.35
WcTtounmkn: REUTERS
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MupoBoi pbiHOK gonra 7 25 pekabpsa 2006 r.

MHOWKATUBHDbIE CMP3bl REUTERS
Fopbl  AAA  AA+ AA AA- A+ A A- BBB+ BBB  BBB- BB+ BB BB- B+ B B-  CCC+

MpoMbiwneHHble NpeanpUATUsS

1 15 20 25 30 35 40 45 50 55 70 100 125 155 185 220 255 815
2 25 30 35 39 44 53 58 65 70 90 130 150 205 215 240 275 890
3 35 40 42 45 49 63 68 75 85 105 145 195 250 255 290 335 915
5 41 46 52 57 61 69 78 85 100 120 185 240 275 290 360 420 935
7 45 50 55 60 65 74 83 90 125 145 210 250 285 305 370 440 945
10 53 69 73 77 81 88 95 111 136 166 225 280 295 315 395 455 990
30 70 85 91 96 102 108 124 152 175 205 245 325 340 355 410 490 1125
TpaHcnopT

20 25 30 35 40 45 55 65 75 95 130 165 190 280 330 380 925
2 30 35 40 50 60 70 75 80 90 105 150 200 240 310 365 430 945
3 45 50 55 65 75 85 95 105 115 125 160 230 290 355 410 465 950
5 55 65 70 82 95 110 120 125 132 153 189 260 325 405 455 500 950
7 72 82 92 104 117 128 143 153 165 190 205 270 345 435 500 540 950
10 88 94 103 118 134 151 171 186 192 220 245 290 360 460 540 580 950
30 106 116 126 141 161 180 195 205 230 245 280 325 400 520 580 680 975
KommyHanbHble ycnyru (utilities)
1 6 7 8 11 14 17 22 33 48 52 240 250 230 265 365 440 530
2 10 11 15 18 23 28 33 50 57 77 312 275 255 310 400 470 600
3 16 21 26 29 36 38 44 53 67 78 295 300 275 415 455 560 705
5 40 45 47 51 58 61 68 88 101 101 227 230 250 325 360 460 660
7 46 53 53 59 66 71 81 97 106 119 170 195 215 250 320 330 445
10 39 48 58 74 77 93 98 109 128 134 210 275 295 300 340 390 470
30 64 74 84 103 108 113 132 148 158 168 225 310 320 330 350 370 570
®DUHAHCOBbIWN CEKTOP

10 32 34 36 44 59 62 79 84 89 160 170 180 275 285 295 350
2 14 34 36 42 72 76 78 92 95 97 180 190 200 295 305 315 360
3 18 35 38 44 75 78 82 93 99 103 190 200 210 305 305 325 370
5 32 51 58 69 82 88 91 105 117 126 220 230 240 330 345 360 435
7 54 72 75 81 91 93 101 122 130 144 240 250 260 365 375 385 485
10 72 85 88 91 111 113 120 143 151 168 260 270 280 390 400 410 540
30 88 103 111 113 129 130 135 164 169 180 310 320 330 440 450 460 580
BaHku

1 24 26 27 45 48 52 64 67 74 185 195 205 265 275 285 450
2 18 32 40 41 50 53 56 74 82 87 195 205 215 275 285 295 460
3 29 33 42 43 54 56 59 82 90 92 205 215 225 285 295 305 470
5 38 46 52 56 63 65 70 90 95 100 215 225 235 315 325 335 495
7 54 62 65 69 7 79 82 119 126 132 235 245 255 355 365 375 505
10 66 75 78 79 91 94 96 139 149 157 255 265 275 395 405 415 515
30 88 97 101 107 117 119 122 168 175 181 275 285 295 445 455 465 545

WcTounukn: REUTERS
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MupoBoi pbiHOK gonra

25 npekabpsa 2006 r.

KpuvBble goxogHocTn emerging markets
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Wctounuk: REUTERS
SMUTEHTDI LEHA N3MEHEHME,% OOXOAOHOCTb,% APALUA PEATUHI
MocnepHss ,
Mo 3akpbITUIO KoTHpOBKa AeHb Hegens mecsL o norawexuns [iopaums S&P Moody's
US10YT=RR 99.97 99.97 -0.62 -0.23 -0.78 4.63 8.01 AAA Aaa
US30YT=RR 95.91 95.91 -1.10 -0.67 2.55 4.76 16.97 AAA Aaa
EU2YT=RR 99.83 99.82 -0.02 -0.09 0.04 3.85 1.92 AAA Aaa
EU10YT=RR 98.87 98.83 -0.19 -0.65 -1.53 3.89 8.49 AAA Aaa
BRAGLB27=RR 140.38 140.44 -0.22 0.13 2.12 6.51 10.55 BB Ba2
TRGLB30=RR 154.63 154.63 0.08 -0.04 0.83 7.05 10.35 BB- Ba3
TRGLB10=RR 118.38 118.38 0.05 -0.11 0.27 5.82 2.98 BB- Ba3
ARGFRB=RR 32.50 32.50 0.00 0.00 0.00 0.00 0.00 B+ B3
ARGGLB30=RR 30.69 30.69 0.00 0.00 0.00 1.59 B+ B3
RUSGLB30=RR 113.50 113.50 0.00 0.05 1.40 5.61 7.40 BBB+ Baa2
RUSGLB10=RR 104.56 104.56 -0.18 -0.30 0.06 5.43 1.64 BBB+ Baa2
WcTounnkn: REUTERS
EMBI+ cneag WHOEKC U3MEHEHMUE, %
Cnpag VIsMe:ee::e 3 3HaveHve 3a geHb CN:aC;iJ;a C Havana roga 3a 12 mecsiues
EMBI+ 173 -5 408.15 -0.23 0.94 10.72 11.30
EMBI+ RUSSIA 95 -5 451.69 0.16 0.36 6.06 6.35
EMBI+ MEXICO 101 -3 349.84 -0.26 0.35 5.78 6.43
EMBI+ TURKEY 210 -5 259.54  -0.01 1.52 6.97 7.28
EMBI+ BRAZIL 197 -5 581.03 -0.02 0.96 16.25 15.82

© BaHK MockBbl

WcTounukm: J.P. Morgan Chase, REUTERS
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KoHnTakTHas undopmauua 25 pekabps 2006 r.

HacTtoswmit LOKyMEHT NPEAOCTaBNEH UCKITHOYUTENBHO B NMOpsAKe MHGOPMaLMK 1 He SIBIISETCS NPeAnoXeHeM O NPOBEAEHUM onepaLuin Ha pbiHKe LEHHbLIX BymMar, 1, B 4acTHOCTH,
npeanoxeHnem o6 WX Nokyrnke unu npoaaxe. HacToAWwmMiA JOKYMEHT COAEPXUT MHPOPMALMIO, NMOMYYEHHYIO U3 UCTOYHUKOB, KoTopble BaHk MockBbl paccmaTpuBaeT B kayecTse
nocToBepHbIX. OaHako BaHk MocKBbI, Ero pyKOBOACTBO M COTPYAHWKM HE MOTYT rapaHTUpoBaTb abCOMOTHBIE TOYHOCTb, MOJHOTY M OCTOBEPHOCTL TakoW MHGOPMaLUM 1 He HecyT
OTBETCTBEHHOCTU 3@ BO3MOXHbIE NOTEPU KNUEHTA B CBSI3W C €e UcMofb3oBaHneM. OUEHKU U MHEHWS, NPeACTaBNeHHbIe B HACTOSALLEM JOKYMeHTe, OCHOBaHbl UCKMIOUNTENbHO Ha
3aKIIOYEHNSIX aHanNUTUKOB BaHka B OTHOLIEHUWM aHanmM3MpyeMmblxX LEHHbIX GymMar U 3MUTEHTOB. BosHarpaxaeHue aHanuWTMKOB He CBSI3aHO M He 3aBWCUT OT CoaepXaHus
aHanuTMYecknx 0630poB, KOTOPbIE OHU FOTOBSAT, UMW OT CyLLECTBa AaBaeMblX UMW PEKOMEHAALUNA.

BaHk MockBbl, €ro pykoBOACTBO U COTPYAHWKM HE HECYT OTBETCTBEHHOCTW 3@ MHBECTULMOHHBIE PELUEHUS KITMEHTA, OCHOBaHHbIE Ha WHGOPMaLMK, CoAepXalleics B HacTosiLLeM
nokymeHTe. baHk MockBbI, €ro pyKOBOACTBO W COTPYAHVKU HE HECYT OTBETCTBEHHOCTU B CBSA3W C NPSIMbIMU UMM KOCBEHHLIMU MOTEPSIMU U/WnK yLLepboM, BO3HUKLIUM B pe3yrbtaTe
MCMOMNb30BaHWS KMMEHTOM MHGOPMALIMM UMK KaKoW-NMGo ee 4acTu Npu COBEPLLEHUMN OnepaLmii ¢ LeHHbIMU Bymaramu. BaHk Mockebl He GepeT Ha cebsi obsi3aTenbCTBa perynsipHo
06GHOBNATL MHOPMALMIO, KOTOpasi COAEPXUTCS B HAcCTOSILLEM [JOKYMEHTE WNW WUCMPaBnsTb BO3MOXHble HETOYHOCTU. Cherku, CoBeplUeHHble B MPOLUIOM U YNOMSHYTble B
HaCTOSALLEM AOKYMEHTE, He BCEraa sIBNSOTCA UHAWKATUBHLIMU ANs ONpeAeneHns pe3ynbTaToB GyayLmx caenok. Ha CTOMMOCTb, LIEHY MU BENMYMHY 0oX04a MO LEHHbIM Bymaram
MMM NPOU3BOAHBIM WHCTPYMEHTaM, YMNOMSHYTbIM B HacTosilleM [OKYMEHTe, MOryT okasblBaTb HebnarornpusiTHoe BosaedcTBue KoneGaHWsi OOMEHHbIX KypcOB BantoT.
WHBeECTUPOBaHME B POCCUICKME LieHHble Bymary HeceT 3HauMTElbHbIA PUCK, B CBA3M C YEM KITMEHTY HEOBXOAMMO NPOBOAUTL COGCTBEHHbLIN aHanW3 pbiHKa W UCCNeaoBaHue
HafeXHOCTU POCCUNCKUX AMUTEHTOB /10 COBEPLUEHMS CAEMOK.

HacTosimin JoKyMeHT He MoXeT GbiTb BOCMPOU3BEAEH, MOSTHOCTLIO UMM YaCTUYHO, C HETO HEeMb3si AenaTb KoMK, BbIAEPXKMA U3 HEro He MOryT UCMONb30BaThCs AN Kakux-nméo
ny6nukauuin 6e3 npenBapuUTENbHOrO NMCbMEHHOrO pa3pelueHunst Bavka Mocksbl. BaHk MockBbl He HECeT OTBETCTBEHHOCTV 3@ HECAHKLUMOHWPOBaHHbIE AENCTBUSI TPETbUX MWL,
CBSi3aHHbIE C PACMPOCTPaHEHNEM HAcTOSILLEro JOKYMEHTa unu no6oi ero vacTy.

KoHTakTHasi uHcpopmauus www.mmbank.ru +7 (495) 105-8000 +7 (495) 624-0080
e-mail BH, TEN
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